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USER INFORMATION SHEET
General

This list of "Section 13(f) securities" as defined by Rule
13f-1(c) [17 CFR 240.13f-1(c)] is made available to the public
pursuant to Section 13(f) (3) of the Securities Exchange Act of
1934 [15 USC 78m(£f) (3)]. It is made available for use in the
preparation of reports filed with the Securities and Exchange
Commission pursuant to Rule 13f-1 ([17 CFR 240.13f-1] under
Section 13(f) of the Securities Exchange Act of 1934. An updated
list is published on a quarterly basis.

- This list is current as of March 15, 1996, and may be
relied on by institutional investment managers filing Form 13F
reports for the calendar quarter ending March 31, 1996.
Institutional investment managers should report holdings--number
of shares and fair market value--as of the last day of the
calendar quarter as required by Section- 13 (f) (1) and Rule 13f-1
thereunder.

Features

(1) Additions and Deletionsg: Revisions made to the list of
Section 13 (f) securities are indicated in a column titled
"STATUS." The word "ADDED" in the status column opposite the
name of a security indicates that the security has become a
Section 13(f) security. The word "DELETED" in the status column
opposite the name of a security indicates that the security
ceases to be a 13(f) security since the date of the last list.

(2) List of Options: An asterisk is placed next to the
name of any security having a listed option and each option is
individually listed with its own CUSIP number immediately below
the name of the security having the option. A manager reporting
holdings of options on its Form 13F should use the CUSIP number
of each option as to which holdings are reported.

CUSIP descriptions and numerical identification data (copyright
1969 through 1996, American Bankers Association) are used with
permission. All rights reserved.






RUN DATE:03/26/96
. RUN TIME:11:30

CUSIP NO.

B5628B
G0070K
G0099P
601096
G0352M
G0352M
G0352M
60460Q
G05345
G1368B
G1981E
620045
G2107X
621082
622984
6264228
- 62519y
628471
629526
G32462A
G3287M
G34874
G34874
634874
G34874
G3774N
G3788V
G3930H
G4388N
647962
G4933P
G49864
G5383Q
G61061
G6420H
665782
668437
668437
668527
G7342H
6749966
681772
G8345M
G8915Z
689152
G8915Z
693263
K7514Y
K7514Y

10
10
10
10
10
90
95
10
10
10
10
10
10
10
10
10
10

.10

10
10
10
10
11
12
13
10
10
10
10
10
10
10
10
10
14
10
10
11
10
10
10
10
10
10
90
95
10
10
90
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ISSUER NAME

LERNQUT & HAUSPIE SPEECH PRODS

ACE LTD

ADVANCED THERAPEUTIC SYS LTD
AES CHINA GENERATING LTD
AMWAY ASIA PACIFIC LTD

AMWAY ASIA PACIFIC LTD

AMWAY ASIA PACIFIC LTD
ARETHUSA OFF SHORE LTD

ASIA PACIFIC RES INTL HLDG LTD
BRILLIANCE CHINA AUTO HLDG LTD

CAYMAN WATER CO LTD

CENTRAL EUROPEAN MEDIA ENTRPRS

CHINA TIRE HLDGS LTD
CHINA YUCHAI INTL LTD

COMCAST UK CABLE PARTNERS LTD
CORDIANT PLC

CREDICORP LTD

DSG INTL LTD

EK CHOR CHINA MOTORCYCLE CO
EXEL LTD

EZCONY INTERAMERICA INC

FIRST SOUTH AFRICA CORP LTD
FIRST SOUTH AFRICA CORP LTD

"FIRST SOUTH AFRICA CORP LTD

FIRST SOUTH AFRICA CORP LTD
GCR HLDGS LTD
GEMSTAR INTL GROUP LTD

GLOBALSTAR TELECOMMUNICTNS LTD

HELEN OF TROY CORP LTD
INTELECT COMMUNICATIONS SYS
IPC HLDGS LTD

IWI HLDG LTD

LASALLE RE HLDGS LTD

MID OCEAN LIMITED

NEOZYME II CORP GENZYME CORP
NORDIC AMERN TANKER SHIPPING
PACIFIC BASIN BULK SHIPPING
PACIFIC BASIN BULK SHIPPING
PARTNERRE LTD

RADICA GAMES LTD
RENAISSANCE HLDGS LTD

SKY GAMES INTL LTD

SPHERE DRAKE HLDGS LTD
HILFIGER TOMMY CORP
HILFIGER TOMMY CORP
HILFIGER TOMMY CORP

VBC CORP LTD

OLICOM A/S

OLICOM A/S

*% LIST OF SECTION 13F

SECURITIES xx

PAGE 1
IvMool

ISSUER DESCRIPTION STATUS

CoM

ORD

COM

CL A

COM

CALL

PUT

COM

CL A

COM

ORD

CL A

COoM

CoM

CL A

RT

CoM

ORD

COoM

ORD

ORD

ORD

WT A EX 012301
WT B EX 012301
UNIT EX 012301
ORD '

ORD

CoM

CcoM

CoM

ORD

ORD

ORD

ORD SHS

UNIT EX 000098
WT EXP 093097
ORD

WT EXP 093099
CoM

ORD

COM

CcomM

CoM

ORD

CALL

PUT

ORD

ORD

CALL

DELETED

ADDED
ADDED
ADDED
ADDED
ADDED

ADDED
ADDED



RUN DATE:03/26/96

xx LIST OF SECTION 13F

RUN TIME:11:30

CUSIP NO.

K7514Y
L20708
L6388F
L6388F
L6388F
L8137H
L8873E
L88742
M01575
M0392N
M14925
M14925
M14950
M1500S
M15015
M15015
M20514
M30355
M3040Q
M3909Q
M40105
MG0168
M40868
M4095C
M4113L
M4113L
M51474
M51474
M51474
M53070
M5733B
M61463
M6706C
M6777Q
M6786D
M6879H
M7061C
M74295
M74919
M74919
M74919
M74919
M7515Y
M75253
M75495
M82400
M84116
M86116
M8734H

95
10
10
90
95
10
10
10
10
10
10
11
10
10
10
11
10
10
10
10
11
10
10
10
10
11
10
90

95

10
10
10
10
10
10
10
10
10
10
11
12
13
10
10
10
10
10
11
10
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ISSUER NAME

OLICOM A/S
CRONOS GROUP N V

¥ MILLICOM INTL CELLULAR S A
MILLICOM INTL CELLULAR S A
MILLICOM INTL CELLULAR S A
SCANDINAVIAN BROADCASTING SYS
STOLT COMEX SEAWAY SA
STOLT NIELSEN S A
ACCENT SOFTWARE INTL LTD
ALADDIN KNOWLEDGE SYS LTD
AREL COMMUNICATIONS & SOFTWARE
AREL COMMUNICATIONS & SOFTWARE
ARIELY ADVERTISING LTD
ARYT INDS LTD
ARZAN INTL (1991) LTD
ARZAN INTL (1991) LTD
BVR TECHNOLOGIES LTD
EDUNETICS LTD
EDUSOFT LTD
ELECTROCHEMICAL INDS FRUTAROM
ELRON ELECTRONIC INDS
ELSCINT LTD NEW
ESC MEDICAL SYS LTD
ESHED ROBOTEC 1982 LTD
ETZ LAVUD LTD
ETZ LAVUD LTD

% GILAT SATELLITE NETWORKS LTD
GILAT SATELLITE NETWORKS LTD
GILAT SATELLITE NETWORKS LTD
HOME CTRS DIY LTD
ISG INTL SOFTWARE GROUP LTD
ISTEC INDS & TECHNOLOGIES LTD
LANOPTICS LTD
LOGAL EDUCATIONAL SOFTWARE SYS
MAGAL SECURITY SYS LTD
MEDIS EL LTD
M SYS FLASH DISK PIONEERS LTD
NEW DIMENSION SOFTWARE LTD
NEXUS TELECOMMUNICATN SYS LTD
NEXUS TELECOMMUNICATN SYS LTD
NEXUS TELECOMMUNICATN SYS LTD
NEXUS TELECOMMUNICATN SYS LTD
NUR ADVANCED TECHNOLOGIES LTD
ORBOTECH LTD

- ORGENICS LTD
SCANVEC CO 1990 LTD
SILICOM LTD
SILICOM LTD

% TADIRAN LTD

SECURITIES xx

PAGE 2
IVMo01

ISSUER DESCRIPTION STATUS

PUT
ORD
ORD
CALL
PUT
ORD
CoM

.COM

COM

ORD

COM

WT A EX 120196
ORD

ORD

ORD

WT EXP 000099
ORD

ORD

ORD

ORD

WT EXP 090198
ORD

ORD

ORD

CL A

COM

ORD

CALL

PUT

ORD

ORD

ORD NEW

ORD

ORD

ORD

ORD

ORD

ORD

ORD

WT A EX 061798
WT B EX 061798
WT D EX 112897
ORD

ORD

ORD

ORD

ORD

WT EXP 000098
ORD

ADDED
ADDED

ADDED
ADDED

ADDED
DELETED

ADDED

ADDED
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RUN TIME:11:30 IvMool
CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
M8734H 90 ¢  TADIRAN LTD CALL

M8734H 95 4  TADIRAN LTD PUT

MB737E 10 8 TARO PHARMACEUTICAL INDS LTD  ORD

M8740S 14 ¢  TAT TECHNOLOGIES LTD ORD SHS

M8743P 10 5  TECNOMATIX TECHNOLOGIES LTD ORD

M8762U 10 0 TELEDATA COMMUNICATION LTD ORD

MB87631 10 3  TELEGRAPH COMMUNICATIONS LTD ORD

M87631 12 9  TELEGRAPH COMMUNICATIONS LTD WT B EX 000000

M87915 10 0 TOWER SEMICONDUCTOR LTD ORD

M90278 10 8 TVG TECHNOLOGIES LTD ORD

M90278 11 6 TVG TECHNOLOGIES LTD WT A EX 080698

M90278 12 4 TVG TECHNOLOGIES LTD WT B EX 080698

M90278 13 2 TVG TECHNOLOGIES LTD WT C EX 080698

M90278 16 0 TVG TECHNOLOGIES LTD UNIT EX 080698

M97601 10 ¢  VOCALTEC LTD ORD “ADDED
NO7059 11 1  ASM LITHOGRAPHY HLDG N V " ORD

NO8044 10 ¢  BAAN CO NV CoM

N22717 10 7 CORE LABORATORIES N V CoM

N2925S 10 1 ELSAG BAILEY PROCESS AUTOMATN COM

N3926H 10 2  HEIDEMIJ N V ORD

NG4495 10 4 INDIGO N V ORD

N54246 10 6 * MADGE NETWORKS N V ORD SHS

N5624G 90 6 MADGE NETWORKS N V CaLL

N5424G 95 6 MADGE NETWORKS N V PUT

N6748L 10 2  ORTHOFIX INTL N V coM

N73689 16 6 RENAISSANCE HOTEL GROUP N V CoM :

N7716A 10 2  SAPIENS INTL CORP N V ORD ADDED
- N82506 10 9  STENA OFFSHORE NV ORD

N88795 10 ¢ TRIPLE P N V COM

P1668J 10 2  BHI CORP ORD

P16994 13 2 BANCO LATINOAMERICANO DE EXPO CL E

P64658 10 0 MCDERMOTT J RAY S A - CoM

P74823 10 8 % PANAMERICAN BEVERAGES INC CL A

P74823 90 8  PANAMERICAN BEVERAGES INC CALL

P76823 95 8 PANAMERICAN BEVERAGES INC PUT

P8797T 10 9 SUN INTL HOTELS LTD CL A DELETED
P8797T 12 5 SUN INTL HOTELS LTD SER B DELETED
P8797T 13 3  SUN INTL HOTELS LTD ORD ADDED
V7780T 10 3 * ROYAL CARIBBEAN CRUISES LTD COM

V7780T 90 3  ROYAL CARIBBEAN CRUISES LTD CALL

V7780T 95 3  ROYAL CARIBBEAN CRUISES LTD PUT

V89564 10 4 TEEKAY SHIPPING CORP : COM

V9680X 10 1 VIKING STAR SHIPPING INC coM .

Y1775U 10 7 * CREATIVE TECHNOLOGY LTD 'ORD

Y1775U 90 7 CREATIVE TECHNOLOGY LTD CALL

Y1775U 95 7 CREATIVE TECHNOLOGY LTD PUT

Y2573F 10 2  FLEXTRONICS INTL LTD ORD

.000021 16 5 A & A FOODS LTD COM

000360 20 6 AAON INC COM PAR $0.004



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES xx PAGE %

RUN TIME:11:30 IvMo01l
CUSIP NO. - ISSUER NAME ISSUER DESCRIPTION STATUS
000361 10 5 % AAR CORP CoM

000361 90 5 AAR CORP CALL

000361 95 5  AAR CORP - PUT

000400 10 1 ABC BANCORP COM

000752 10 5 ABC RAIL PRODS CORP coM

00077R 10 8 ABR INFORMATION SVCS INC COM

000781 10 ¢ ABS INDS INC coM

000782 10 2 ABT BLDG PRODS CORP CoM

000794 10 7 ACC CORP COM

00087B 16 1  ACR GROUP INC COM

00088E 10 4 ACTV INC _ CoM

00088F 10 1 A D A M SOFTWARE INC COM

000885 10 3  ADCO TECHNOLOGIES INC COM

000886 10 1 ¥ A D C TELECOMMUNICATIONS COM

000886 90 1 A D C TELECOMMUNICATIONS CALL

000886 95 1 A D-C TELECOMMUNICATIONS PUT

00089C 10 7 ADE CORP MASS. COoM

000912 16 5 ACM GOVT INCOME FD INC COM

000914 10 1  ACM GOVT SECS FD INC CoM

000915 30 6 * ADT LTD COM NEW

000915 90 6 ADT LTD CALL

000915 95 6 ADT LTD PUT

000917 10 ¢ ACM GOVT SPECTRUM FD INC COM

000918 10 2 ACM GOVT OPPORTUNITY FD INC COM

000919 10 0 ACM MANAGED INCOME FD INC COoM

000942 10 2 ACM MUN SECS INCOME FD INC coM

000944 10 8 AER ENERGY RES INC COM

000945 AC 9  ADT OPERATIONS LYON ZERO CPN 10
000946 10 3  AFGL INTL INC COM

000949 10 7 ACM MANAGED DLR INCOME FD COoM

000950 10 5 AFC CABLE SYS INC COM

000955 20 3  ACT TELECONFERENCING INC UNIT EX 020299 ADDED
000957 10 6 ABM INDS INC COM

000973 10 7 ACT MFG INC coM

000975 16 2  ACT NETWORKS INC CoM

001004 10 0 ADM TRONICS UNLIMITED INC COoM

001030 10 5 AEL INDS INC €L A DELETED
001031 10 3  AEP INDS INC COM

001055 10 2 % AFLAC INC _ COM

001055 90 2  AFLAC INC - CALL

001055 95 2  AFLAC INC ‘ PUT

001058 10 6 AFP IMAGING CORP COM

001073 10 5 AG ASSOCS INC COoM

001077 10 6 AG-BAG INTL LTD COM

001084 AA 0 AGCO CORP SUB DB CV 6.5%08
001084 10 2 % AGCO CORP ' COM

001084 90 2 AGCO CORP CALL

001084 95 2  AGCO CORP PUT

001204 10 6 AGL RES INC COM ADDED



" RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

001230
001250
001250
001290
00130H
00130H
001426
001547
001547
001547
001547
001669
001669
001725
001725
001733
001735
001765
001765
001765
001765
001801
00185E
001853
001905
001907
001907
001907
001907
001912
001920
001920
601920
001926
001930
001932
001937
001957
001957
001957
001963
002033
00204C
002044
002044
002044
00205P
002050
002050

20
AA
10
10
AA
10

10

10

90

95
20

10-

20
10
11
10
10

AY
10

90
95
10

16

10
10
AB
10

90

95
20
10
90
95
10
10
20

10

10
90
95
10
10
10
10
11
12
10
10
90
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ISSUER NAME

AGP & CO INC

AG SVCS AMER INC

AG SVCS AMER INC

AHI HEALTHCARE SYS INC
AES CORP

AES CORP

AIM STRATEGIC INCOME FD INC
AK STL HLDG CORP

AK STL HLDG CORP

AK STL HLDG CORP

AK STL HLDG CORP

AMC ENTMT INC

AMC ENTMT INC

AM INTL INC NEW

AM INTL INC NEW

AML COMMUNICATIONS INC
AMLI RESIDENTIAL PPTYS TR
AMR CORP

AMR CORP

AMR CORP

AMR CORP

AMX CORP

APAC TELESERVICES INC
APA OPTICS INC

ARC INTL CORP

AST RESEARCH INC

AST RESEARCH INC

AST RESEARCH INC

AST RESEARCH INC

ASA INTL LTD

ARCO CHEM CO

ARCO CHEM CO

ARCO CHEM CO

ANB CORP

ARI NETWORK SVCS INC
ASR INVTS CORP

APS HLDG CORP

ATET CORP

AT&T CORP

AT&T CORP

A S V INC

A PLUS NETWORK INC

ARV ASSISTED LIVING INC
ARC CAP

ARC CAP

ARC CAP

ASB FINL CORP

ASA LTD

ASA LTD

¥¥% LIST OF SECTION 13F SECURITIES xx

PAGE 5
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ISSUER DESCRIPTION STATUS

COM NEW _
SUB DB CONV 7%03
COM

COM

SBDB CONV 6.5%02
COM

CcoM

COM

CALL

PUT -
PFD CV LKD SEC
CcoM

PFD CV $0.667
COM

WT EXP 101598
COM

SH BEN INT

SB CONV 6.125%24
coM
CALL
PUT
COM
CoM
COM
coM
SUB
COM
CALL
PUT
COM NEW

COM

CALL

PUT

COM

CoM

COM NEW

CL A

coM

CALL

PUT

coM

COM

COM

CL A

WT A EX 030998
WT B EX 030998
COM

CcoM

CALL

DELETED

LYON ZERO 13



RUN DATE:03/26/96

RUN TIME:11:30
CUSIP NO.

002050 95
00206J 10
002066X 10
00206X 11
002067 10
002067 14
002083 10
002083 11
002444 10
002444 90
002444 95
002448 10
00253A 10
00253A 90
00253A 95
002535 20
002535 30
002538 10
002538 11
002539 -10
002564 10
002567 10
002824 10
002824 90
002824 95
002916 10
002919 10
003586 10
0036549 10
003680 10
003680 90
003680 95
003712 30
003788 10
-003830 16
004299 10
004308 10
00431L 10
004315 30
0064325 20
004325 90
004325 95
004334 10
00438E 30
004383 10
004383 11
004401 10
004401 90
004401 95
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ISSUER NAME

ASA LTD

AT & T CAP CORP
ATEC GROUP INC
ATEC GROUP INC

ATC ENVIRONMENTAL INC
ATC ENVIRONMENTAL INC

ATS MED INC
ATS MED INC
AVX CORP NEW
AVX CORP NEW
AVX CORP NEW

AW COMPUTER SYS INC

AAMES FINL CORP
AAMES FINL CORP
AAMES FINL CORP
AARON RENTS INC
AARON RENTS INC

AASCHE TRANSN SVCS INC

AASCHE TRANSN SVCS INC

AAVID THERMAL TECHNOLOGIES INC
ABATIX ENVIRONMENTAL CORP

ABAXIS INC
ABBOTT LABS
ABBOTT LABS
ABBOTT LABS

ABER RESOURCES LTD NEW
-ABACAN RES CORP NEW
ABINGTON SVGS BK MASS NEW

ABIOMED INC

ABITIBI PRICE INC
ABITIBI PRICE INC
ABITIBI PRICE INC

ABLE TELCOM HLDG CORP

ABRAMS INDS INC
ABRAXAS PETE CORP
ACCEL INTL CORP

ACCEPTANCE INS COS INC

ACCESS HEALTH INC

ACCESS HEALTHNET INC

ACCLAIM ENTMT INC
ACCLAIM ENTMT INC
ACCLAIM ENTMT INC
ACCOM INC
ACCUGRAPH CORP
ACCUMED INTL INC
ACCUMED INTL INC
ACCUSTAFF INC
ACCUSTAFF INC
ACCUSTAFF INC

%% LIST OF SECTION 13F SECURITIES ¥

PAGE 6
IVMOO01l

ISSUER DESCRIPTION STATUS

PUT

COM

CoM

WT EXP 021198
CoM

WT C EX 093096
CoM

WT EXP 971113
CoM

CALL

PUT

CL A

COM

CALL

PUT

CL B

CL A

CoM

WT EXP 020800
COM

COM

COM

COM

CALL

PUT

COM

COM

COM

COM

COM

CALL

PUT

COM NEW

COM

CoM

COoM

CoM

COM

COM PAR $0.001
COM PAR $0.02
CALL

PUT

COM

CL A

CoM

WT EXP 101597
CoM

CALL

PUT

ADDED
ADDED

ADDED
ADDED

DELETED

ADDED
ADDED
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RUN TIME:11:30 IVMOO1
CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
004403 10 1  ACE CASH EXPRESS INC COoM

0044646 10 0 ACETO CORP CoM

004527 10 7 ACKERLEY COMMUNICATIONS INC coM

004616 20 7 ACMAT CORP CL A

004626 10 7 ACME CLEVELAND CORP NEW COM

004644 10 0 ACME ELEC CORP COoM

004724 10 6 ACME METALS INC coM

004816 10 ¢ ACME UTD CORP CoM

004907 10 1  ACORN VENTURE CAP CORP COM

004920 10 ¢ ACTION PRODS INTL INC COM

004929 10 5 ACORDIA INC COoM

004930 20 2 * ACTIVISION INC NEW COM NEW

0046930 90 2 ACTIVISION INC NEW CALL

004930 95 2  ACTIVISION INC NEW PUT
004931-X0 1  ACTRADE INTL LTD COM
004933 10 7 ACTION PERFORMANCE COS INC coM

004934 10 5 % ACTEL CORP COM

004934 90 5 ACTEL CORP CALL

004936 95 5  ACTEL CORP PUT

004936 10 0 ACRES GAMING INC cOoM

004936 11 8 ACRES GAMING INC WT EXP 102796
004936 20 9 ACRES GAMING INC UNIT EX 000098
004938 10 6 ACTIVE VOICE CORP COoM

00500E 10 ¢ ACRODYNE COMMUNICATIONS INC COM

00500E 11 2 ACRODYNE COMMUNICATIONS INC WT EXP 101499
00500E 12 0 ACRODYNE COMMUNICATIONS INC UNIT EX 101499
005018 10 6 ACROSS DATA SYS INC COM

060504P 10 5 ACTIVE APPAREL GROUP INC COM

005041 10 8 ACTION INDS INC COM

005113 10 5 % ACUSON CORP coM

005113 90 5 ACUSON CORP CALL

005113 95 5  ACUSON CORP PUT

005123 10 4 % ACX TECHNOLOGIES INC coM

005123 90 ¢ ACX TECHNOLOGIES INC CALL

005123 95 4 ACX TECHNOLOGIES INC PUT

005125 10 9 % ACXIOM CORP COM

005125 90 9 ACXIOM CORP CALL

005125 95 9  ACXIOM CORP ' PUT

005313 20 0 ADAC LABS - COM NEW

005320 20 5 ADAGE INC COM NEW

006212 10 ¢ ADAMS EXPRESS CO COM

006351 30 8 ADAMS RES & ENERGY INC COM NEW
00650P 10 7 ADAPTIVE SOLUTIONS INC coM

006506P 11 5 ADAPTIVE SOLUTIONS INC WT EXP 110298
00651F 10 8 % ADAPTEC INC CcOoM

00651F 90 8 ADAPTEC INC CALL

00651F 95 8 ADAPTEC INC PUT

006516 10 8 ADDINGTON RES INC coM

006848 10 5 ADELPHIA COMMUNICATIONS CORP CL A



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

006854
006866
006871
00709P
007093
00724F
00724F
00724F
00733P
00738A
60738A
00738A
00750D
007521
007521
00753C
00753J
00753J
00753P
00753Q
00753T
60753V
00754C
00754C
00754E
00754F

007546
00754R
00754R
00754W
00754
00754W
00754X
00755C
00755F
00755F
00755F
00755M
00755N
00755N
00755N
00755P
00756E
007566
007566
007585
007586
007606
007631

10
10
10
10
30
10
90
95
10
10
90
95
10
10
11
10
30
40
10
10
10
10
AA
10
10
30
10
10
11
10
11
20
10
10
10
90
95
30
10
90
95
10
10
AA
10
10
10
10
10

ISSUER NAME

ADEPT TECHNOLOGY INC
ADFLEX SOLUTIONS INC
ADIA S A

ADMINISTRADORA FONDOS PENSIONE

ADMAR GROUP INC
ADOBE SYS INC
ADOBE SYS INC
ADOBE SYS INC
ADRIAN RES LTD
ADTRAN INC
ADTRAN INC
ADTRAN INC

PPRAONNOUVMFAARITOOUWWWOUVIGNUVINGOORONNNFORNUDRWDOMINDUINWOONCGO ®KM = = U0~~~ W

ADVANCE ROSS CORP NEW

ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED

DEPOSITION TECHNOLS
DEPOSITION TECHNOLS
LTG TECHNOLOGIES
FINL. INC

FINL INC

MAGNETICS INC
MAMMOGRAPHY SYS INC
MARKETING SVCS INC
MATLS GROUP INC

MED INC

MED INC

PHOTONIX INC
ORTHOPEDIC TECHNOLS
POLYMER SYS INC
SURGICAL INC
SURGICAL INC

VOICE TECHNOLOGIES
VOICE TECHNOLOGIES
VOICE TECHNOLOGIES
TECHNOLOGY MATLS INC

ADVANTAGE BANCORP INC

ADVANCED
ADVANCED
ADVANCED

TISSUE SCIENCES INC
TISSUE SCIENCES INC
TISSUE SCIENCES INC

ADVANTAGE LIFE PRODS INC

¢ ADVANCED TECHNOLOGIES LABS INC
ADVANCED TECHNOLOGIES LABS INC
ADVANCED TECHNOLOGIES LABS INC

ADVANTAGE HEALTH CORP
ADVANTAGE COS INC DEL
ADVEST GROUP INC
ADVEST GROUP INC

ADVO INC

ADVOCAT INC
AEGIS CONSUMER FDG GROUP INC
AEQUITRON MED INC

¥% LIST OF SECTION 13F SECURITIES

ISSUER DESCRIPTION

CoM

CoM

SPONSORED ADR
SPONSORED ADR
COM NEW
COM
CALL
PUT

CoM

COM
CALL
PUT

COM

CoM

WT EXP
COM

COM $0.001 NEW
PFD B 10.50%

ComM

CoM

CcamM

COoM

SB DB Cv 7.25%02
CoM

CL A

COM NEW

COM

CoM

WT EXP 080400
COoM

WT A EX 020500
UNIT EX 020599
coM

COM

CoM

CALL

PUT

COM NO PAR
CoM

CALL

PUT

CoM

COoM

SUB DEB CV .
CoM

EX DISTRIB
COM

COM

CoM

030897

9%08

PAGE 8
IVMo0l

STATUS

DELETED

ADDED

DELETED

ADDED

DELETED
DELETED

DELETED



" RUN DATE:03/26
RUN TIME:11:30

CUSIP NO.

10
AA
10
10
90
95
10
10
13
10
10
90
95
20
90
95
30
10
12
10
10
10
10
30
10
10
10
90
95
10
10
10
10
10
AA
10
90
95
10
90
95
10
10
10
10
10
90
95
70

007692
007768
007768
007903
007903
807903
007914
007921
007921
007924
007942
007942
007942
007942
007942
007942
007942
007947
007947
007948
007952
007973
007974
008015
008017
00808M
008140
008140
008140
00817R
008188
008190
00826P
008363
008474
008474
008474
008474
008488
008488
008488
00849K
008492
008494
00853T
008677
008677
008677
008677

CONNN PN OIAUWRSELA WUV UM NOEOAENODWDARANUUWWWOSEN~NNDN GO

/96 ¥% LIST OF SECTION

ISSUER NAME

ENGR INC

INC

INC

MICRO DEVICES INC
MICRO DEVICES INC
MICRO DEVICES INC

AERO SYS
AEROFLEX
AEROFLEX
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
ADVANCED
AEGON N V
ADVANTA CORP
ADVANTA CORP
ADVANTA CORP
ADVANTA CORP
ADVANTA CORP
ADVANTA CORP
ADVANTA CORP

NMR SYS INC
NMR SYS INC

ADVANCED ENVIRON RECYCLING TEC
ADVANCED ENVIRON RECYCLING TEC

ADVANCED LOGIC RESH INC
ADVANCED PROMOTION TECH INC
ADVANCED ENERGY INDS

ADVENT SOFTWARE INC
AEROSONIC CORP DEL

AEROSPACE CRED LIQUIDATING TR
AEROVOX INC

AETNA LIFE & CAS CO

AETNA LIFE & CAS CO

AETNA LIFE & CAS CO

AETRIUM INC

AFFILIATED CMNTY BANCORP INC
AFFILIATED COMPUTER SERVICES
AFFINITY TELEPRODUCTIONS INC
AG CHEM EQUIP INC

AGNICO EAGLE MINES LTD
AGNICO EAGLE MINES LTD
AGNICO EAGLE MINES LTD
AGNICO EAGLE MINES LTD
AGOURON PHARMACEUTICALS INC
AGOURON PHARMACEUTICALS INC
AGOURON PHARMACEUTICALS INC
AGRI-NUTRITION GROUP LTD
AGREE REALTY CORP
AGRIBIOTECH INC NEV

AGRIDYNE TECHNOLOGIES INC
AHMANSON H F & CO
AHMANSON H F & CO

AHMANSON H F & CO

AHMANSON H F & CO

13F SECURITIES %

SEMICONDUCTOR MATL IN

PAGE 9
IVM001

ISSUER DESCRIPTION STATUS

COoM

SR SD CONV7.5%Z04
COM

COM

CALL

PUT

coMm

COM

WT EXP 083000
ORD AMER REG
CL A

CALL

PUT

CL B

CALL

PUT

SAILS B 1/100
CL A

WT B EX 090196
COM

COM

coM

COM

COM PAR $0.40
UNITS BEN INT
COM

COM

CALL

PUT

COM

COM

CL A

CoM

COM

SRNT CONV 3.57%04
COoM

CALL

PUT

COM

CALL

PUT

COM

CoM

COoM

COM

COM

CALL

PUT

PFD D 1/10 SHS



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

008709
008709
008911
008911
808916
008916
008916
009058
609058
009101
009104
009104
009128
009158
009158
009158
009187
009187
009224
009266
009266
009266
009266
009293
009363
009363
009363
809366
00949N
00949T
009497
00949T
009525
009704
009704
009704
009704
009710
009728
010198
010199
010317
010740
610740
010742
011311
011612
011630
011630

10
11
AB
3¢
10
90
95
AA
10
10
AB
10
30
10
90
95
11
20
30
AC
10
90
95
10
10
90
95
10
10
10
90
95
10
10
11
20
30
10
10
20
30
10
10
11
20
10
30
10
90

ISSUER NAME

AID AUTO STORES INC NEW
AID AUTO STORES INC NEW

AIR CDA INC

AIR CDA INC

AGRIUM INC

AGRIUM INC

AGRIUM INC

AIR & WTR TECHNOLOGIES CORP
AIR & WTR TECHNOLOGIES CORP
AIR-CURE TECHNOLOGIES INC
AIR EXPRESS INTL CORP

AIR EXPRESS INTL CORP

AIR METHODS CORP

AIR PRODS & CHEMS INC

AIR PRODS & CHEMS INC

AIR PRODS & CHEMS INC

AIR SENSORS INC

AIR SENSORS INC

AIR TRANSN HLDG INC
AIRBORNE FGHT CORP

AIRBORNE FGHT CORP

AIRBORNE FGHT CORP

AIRBORNE FGHT CORP

AIRCOA HOTEL PARTNERS L P
AIRGAS INC

AIRGAS INC

AIRGAS INC

AIRLEASE LTD

AIRPORT SYS INTL INC
AIRTOUCH COMMUNICATIONS INC
AIRTOUCH COMMUNICATIONS INC
AIRTOUCH COMMUNICATIONS INC
AIRWAYS CORP

AJAY SPORTS INC

AJAY SPORTS INC

AJAY SPORTS INC

AJAY SPORTS INC

AJL PEPS TR

“AKORN INC

AKTIEBOLAGETT ELECTROLUX
AKZO NOBEL NV

ALABAMA NATL BANCORP DELA
ALAMAR BIOSCIENCES INC
ALAMAR BIOSCIENCES INC
ALAMCO INC :

ALAMO GROUP INC

ALANCO RES CORP

ALANTEC CORP

ALANTEC CORP

%% LIST OF SECTION 13F SECURITIES ¥

PAGE 10
IVMOO1

ISSUER DESCRIPTION STATUS

COM
WT EXP 041098
SUB DB CONV 8%05
CL A NON VTG

COM

CALL

PUT

SUB DEB CV 8%15
CL A

COM _
SUB DB CV 6%03
CoM

COM PAR $.06

COM
CALL
PUT

WT EXP
COM NEW
COM PAR $0.25

SB DB CV 6.75%01
COM

CALL

PUT

DEPOSITRY UT A
COM

CALL

PUT

DEPOSITRY UNIT
COM

COM

CALL

PUT

COM

COM

WT EXP 123196
UNIT EX 123196
PFD CV C 10%
PEPS EXCH AJL
COM

SPONSORED ADR
SPONSORED ADR
COoM

COM

WT EXP 101597
COM PAR $0.10
COM

COM NO PAR

COM

110797

CALL

.DELETED

DELETED

DELETED
DELETED



RUN DATE:083/26/96

RUN TIME:11:30

CUSIP NO.

011630
011659
011659
911659
011659
011659
011659
011900
012005
012041
012046
012348
012348
012653
012653
012653
012873
013068
013068
013106
013104
013104
013289
013716
013716
013716
013742
013788
013788
013788
013788
013788
013876
013902
013902
013902
013906
014086
014386
0164386
014386
016467
016646T
014476
014676
016476
014476
0146482
014482

95
AA
AB
AD
10
90
95
60
10
10
10
AA
10
10
90
95
10
10
20
10
90
95
10
10
90
95
50
10
90
95
50
70
20
10
90
95
30
10
10
90
95
10
11
10
90
95
50
10
90

WUV PARARHEHFEFNUOFEFEFFFONRORLARLALANVUUVWDIEALADOFEFUVIFIRMIMROPONDWOWEANOOOHUNO

ISSUER NAME

ALANTEC CORP

ALASKA AIR GROUP INC
ALASKA AIR GROUP INC
ALASKA AIR GROUP INC
ALASKA AIR GROUP INC
ALASKA AIR GROUP INC
ALASKA AIR GROUP INC
ALASKA APOLLO RES LTD
ALATENN RES INC

ALBA WALDENSIAN INC
ALBANK FINL CORP
ALBANY INTL CORP
ALBANY INTL CORP
ALBEMARLE CORP
ALBEMARLE CORP
ALBEMARLE CORP
ALBERTA ENERGY LTD
ALBERTO CULVER CO
ALBERTO CULVER CO
ALBERTSONS INC
ALBERTSONS INC
ALBERTSONS INC
ALBION BANC CORP
ALCAN ALUMINIUM.LTD NEW
ALCAN ALUMINIUM LTD NEW
ALCAN ALUMINIUM LTD NEW
ALCIDE CORP

ALCO STD CORP

ALCO STD CORP

ALCO STD CORP

ALCO STD CORP

ALCO STD CORP

ALCOHOL SENSORS INTL LTD
ALEX BROWN INC

ALEX BROWN INC

ALEX BROWN INC
ALCATEL ALSTHOM
ALDEN ELECTRS INC
ALDILA INC

ALDILA INC

ALDILA INC

ALERT CENTRE INC

ALERT CENTRE INC _
ALEXANDER & ALEXANDER SVCS INC
ALEXANDER & ALEXANDER SVCS INC
ALEXANDER & ALEXANDER SVCS INC
ALEXANDER & ALEXANDER SVCS INC
ALEXANDER & BALDWIN INC

ALEXANDER & BALDWIN INC

%% LIST OF SECTION 13F SECURITIES 3%

PAGE 11
IvMo0l

ISSUER DESCRIPTION STATUS

PUT DELETED
SB DB CV 7.75%10

SBDB CV 6.875%14

SR DEB CV 6.5%05

COM

CALL

PUT

COM NEW

CoM

.COM

COM
SB DB CV 5.25%02
CL A '
COM

CALL

PUT

COoM

CL B CONV

CL A

COM

CALL

PUT

COM

coM

CALL

PUT

COM NEW

COM

CALL

PUT

PFD AA 1/100CV
PFD BB 1/100CV
UNIT EX 111300
CoM

CALL

PUT

SPONSORED ADR
CL A

COM

CALL

PUT

CoM DELETED
WT EXP 080698 DELETED
COM

CALL

PUT

PFD A CV$3.625

COM

CALL

DELETED



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

014482
014617
014752
015351
015385
015426
01566M
016230
016251
016427
016427
016427
016440
016480
016480
016557
016627
01663K
016752
016900
0169090
016900
016900
016903
017175
017411
01767F
017467R
017476
017634
017634
017634
017753
01849P
018490
018490
018490
01852M
018548
01855R
01859L
01859P
018593
018593
018593
018606
01877H
01877H
01877H

95
20
10
10
10
10
10
10
10
106
90
95
10
20
40
10
10
10
10
AA
10
90
95
10
10
10
10
10
10
10
90
95
10
20
10
90
95
10
10
30
10
10
10
90
95
10
10
90
95

COQQUWWWWELPUNNOIONNNOLAGCTOOARANONOVOORARNNMNMNONKHMEONDDWOWO®EEO®O NU OWNWOOWNKW

X

3

3

 ALLERGAN

x

*

*

ISSUER NAME

ALEXANDER & BALDWIN INC
ALEXANDER ENERGY CORP
ALEXANDERS INC

ALEXION PHARMACEUTICALS INC
ALFA CORP

ALFIN INC

ALGOMA STL INC

ALICO INC

ALIGN-RITE INTL INC

ALKERMES INC

ALKERMES INC

ALKERMES INC

ALL AMERN TERM TR INC

ALL AMERN COMMUNICATIONS INC
ALL AMERN COMMUNICATIONS INC

ALL AMERICAN SEMICONDUCTOR INC

ALL-COMM MEDIA CORP
ALL SEASONS GLOBAL FD INC
ALLCITY INS CO

ALLEGHENY LUDLUM CORP
ALLEGHENY LUDLUM CORP
ALLEGHENY LUDLUM CORP
ALLEGHENY LUDLUM CORP
ALLEGRO NEW MEDIA INC
ALLEGHANY CORP DEL

ALLEGHENY PWR SYS INC
ALLEGIANCE BANC CORP INC
ALLEGIANT PHYSICIAN SVCS INC
ALLEGIANT BANCORP INC

ALLEN GROUP INC

ALLEN GROUP INC

ALLEN GROUP INC

ALLEN ORGAN CO

ALLERGAN
ALLERGAN
ALLERGAN
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE
ALLIANCE

INC
INC
INC

CAP MGMT L P
COMMUNICATIONS CORP

GAMING CORP

ENTMT CORP

ENTMYT CORP

ENTMT CORP

IMAGING INC
SEMICONDUCTOR CORP
SEMICONDUCTOR CORP
SEMICONDUCTOR CORP

%% LIST OF SECTION 13F SECURITIES xx

LIGAND RETINOID THERA

ALL MARKET ADVANTAGE

GLOBAL ENVIRONMENT FD

PAGE
IVMOO01

12

ISSUER DESCRIPTION STATUS

PUT
COM
COM
coM
COM
coM
caM
CcoM
COM
COM
CALL
PUT
COM
COM NEW

CL B

COM

COM

COoM

coM

SBDB CV 5.875%02
COM
CALL
PUT
coM
COM
COoM
COM
coM
coM
COM
CALL
PUT
CL B
UNIT
coM
CALL.
PUT
COM
UNIT
CL B
COM
CoM
coM
CALL
PUT
COM
coM
CALL
PUT

PAR $0.03

ADDED

DELETED

EX 060597

LTD PARTN

NON-VTG ADDED



" RUN DATE:03/26
RUN TIME:11:30

CUSIP NO.
018773 x
018773
018773
01879R
018796
018804
018804
018804
018871
018885
019025
019029
019033
019037
019042
01912P
01912P
01912P
019120
019220
019222
019223
019228
019228
019246
019611
019483
019512
019512
019512
019589
019589
019589
019757
019756
019754
019754
019782
019921
020002
020002
020002
020011
020039
020039
020039
020039
020060
020047

10 1
90 1
95 1
10 6
10 2
10 4
90 4
95 4
10 3
10 3
10 5
10 7
10 9
10 0
10 0
10 9
11 7
12 5
10 4
10 2
10 8
10 6
30 3
40 2
10 7
10 7
10 6
10 2
90 2
95 2
30 8
90 8
95 8
10 5
10 0
90 ©
95 0
10 1
10 5
16 1
90 1
95 1
10 2
10 3
90 3
95 3
50 9
10 1
AA 4

ALLIED

/796

ISSUER NAME

ALLIANCE PHARMACEUTICAL CORP
ALLIANCE PHARMACEUTICAL CORP
ALLIANCE PHARMACEUTICAL CORP
ALLIANCE WORLD DLR GV FD 1II
ALLIANCE WORLD DLR GV FD INC
ALLIANT TECHSYSTEMS INC
ALLIANT TECHSYSTEMS INC
ALLIANT TECHSYSTEMS INC
ALLIED BK CAP . INC

ALLIED BANKSHARES INC GA
ALLIED CAP ADVISERS INC
ALLIED CAP COML CORP

ALLIED CAP CORP

ALLIED CAP CORP II

CAP LENDING CORP
DIGITAL TECHNOLOGIES
DIGITAL TECHNOLOGIES
DIGITAL TECHNOLOGIES
DEVICES CORP

GROUP INC

HEALTHCARE PRODS INC
HLDGS INC

IRISH BKS P L C
IRISHBKS P L C

LIFE FINL CORP

PRODS CORP BDEL

RESH CORP

INC

INC

INC

INDS INC

INDS INC

INDS INC

ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIED
ALLIEDSIGNAL
ALLIEDSIGNAL
ALLIEDSIGNAL
ALLIED WASTE
ALLIED WASTE
ALLIED WASTE

ALLMERICA PPTY & CAS COS INC

ALLMERICA FINL CORP
ALLMERICA FINL CORP
ALLMERICA FINL CORP .

ALLOU HEALTH & BEAUTY CARE INC

ALLMERICA SECS TR
ALLSTATE CORP
ALLSTATE CORP
ALLSTATE CORP
ALLSTATE FINL CORP VA
ALLTEL CORP
ALLTEL CORP
ALLTEL CORP
ALLTEL CORP
ALLTRISTA CORP
ALLWASTE INC

%x LIST OF SECTION 13F SECURITIES %X

PAGE
IVM001

13

ISSUER DESCRIPTION STATUS

COM
CALL

PUT

coM

COM

COM

CALL

PUT

COM

COM

COM

COM

coM

COM

COM

COM

WT A EX 072997
WT B EX 072997
coM

coM

COM

CcOoM

SPONS ADR PREF
SPONSD ADR ORD
coM

CoM

cOoM

COM

CALL

POT

COM PARS.01NEW
CALL

PUT

COoM

COoM

CALL

PUT

CL A

SH BEN INT
COM

CALL

PUT

COM

COM

CALL

PUT

PFD C CV $2.06
COM ,

SB DB CV 7.25%14

DELETED



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

020047
020047
020047
020456
02071K
02071K
02071K
020732
020732
020753
020774
020781
020799
020813
020813
020813
020813
020825
020837
020903
020903
021089
02109K
021271
021446
021646
021446
021441
021461
021441
021441
02145P
021645R
022092
022092
022092
022197
022197
022197
022197
022249
022249
022249
022615
022615
022615
022615
022659
823115

10
90
95
10
10
90
95
10
11
10
20
10
10
10
90
95
11
10
10
10
11
10
10
10
10
90
95
AA
10
920
95
10
10
10
90
95
10
90
95
20
10
90
95
AC
10
90
95
10
10

3

3*

*

6
6
6
4
5
5
5
3
1
9
4
(1]
2
1
1
1
9
5
0
0
8
7
1
1
7
7
7
8
1]
0
0
6
2
0
0
0
7
7
7
6
6
6
6
2
8
8
8
6
8

ISSUER NAME

ALLWASTE INC
ALLWASTE INC

ALLWASTE INC

ALOETTE COSMETICS INC
ALPHA BETA TECHNOLOGY INC
ALPHA BETA TECHNOLOGY INC
ALPHA BETA TECHNOLOGY INC
ALPHA HOSPITALITY CORP :
ALPHA HOSPITALITY CORP
ALPHA INDS INC

ALPHA SOLARCO INC

ALPHA TECHNOLOGIES GROUP INC
ALPHAREL INC

ALPHARMA INC

ALPHARMA INC

ALPHARMA INC

ALPHARMA ' INC

ALPINE GROUP INC

ALPINE LACE BRANDS INC
ALPHA MICROSYSTEMS INC
ALPHA MICROSYSTEMS INC
ALPNET INC

ALRENCO INC

ALTA G0OLD CO

ALTEON INC

ALTEON INC

ALTEON INC

ALTERA CORP

ALTERA CORP

ALTERA CORP -

ALTERA' CORP

ALTERNATE POSTAL DELIVERY INC

ALTERNATIVE RESOURCES CORP
ALTRON INC
ALTRON INC
ALTRON INC
ALUMAX INC

 ALUMAX INC

ALUMAX INC
ALUMAX INC

ALUMINUM CO AMER

ALUMINUM CO AMER

ALUMINUM CO AMER

ALZA CORP DEL

ALZA CORP DEL

ALZA CORP DEL

ALZA CORP DEL

AMALGAMATED AUTOMOTIVE INDS
AMATI COMMUNICATIONS CORP

%% LIST OF SECTION 13F SECURITIES Xx

PAGE 14
1VvMoo01

ISSUER DESCRIPTION STATUS

COM
CALL
PUT
COoM .
COM
CALL
PUT
COM

WT EXP
COoM
COM NEW
CoM

110598

" COM

CL A
CALL
PUT
WT EXP 010399
COM
COM
CoM

WT EXP

110198
COM '

COM , ADDED

coM

" COM

CALL
PUT
SBCV14GA 5.75702
coM -
CALL
PUT
CoM
€OM

COoM

CALL

PUT

COM

CALL

PUT

PFD A CONV $4
COM

CALL

PUT

SUB LYON ZERO 14
COM

CALL

PUT

COM

CoM



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES x PAGE 15_

RUN TIME:11:30 .~ . : - f};‘ o IVMOOI
CUSIP NGO, - ISSUER NAME U;ISSU“R DESCRIPTION STATUS o
023120 10 8 % AMAX GOLD INC
023120 90 8 AMAX -GOLD INC
023120 95 8 AMAX GOLD:INC i o S
023120 11 6 AMAX GOLD INC - WT. EXP 010896 .| DELETED
023120 30 6 . AMAX GOLD INC . .- PFD".CONV SER B' S
023139 10 8 % AMBAC INC o . 2 T
023139 90 8 AMBAC INC
023139 95 8 AMBAC INC
023160.10 4  AMBANC CORP o
023161 10 2  AMBANC HLDG INC ADDED
023162 10 0 - AMBAR INC ’
023178.10 6 = AMBASSADORS INTL INC
10 6 AMCAST INDL CORP
) 6 - AMCON DISTRG CO :
‘2 AMCOR LTD .- ADR ‘NEW
) 3 % AMCOL INTL CORP coM
02341W 03 AMCOL INTL CORP . CALL
02341W.95 3 AMCOL INTL CORP . PUT
023436 .10 8  AMEDISYS INC . . coM.
023551 10 & % AMERADA HESS CORP COM
023551 90 4 - AMERADA HESS .CORP © CALL
195 4  AMERADA HESS’ CORP PUT I
6 ’AMERALIA INC - . . COM NEW ‘... -
) 0. AMERCO . : : coMm -
"2 AMERIANA BANCORP : COM
4% AMERICA ONLINE INC DEL COM
04 AMERICA ONLINE INC DEL CALL
4 | - AMERICA ONLINE INC DEL PUT-
079 - AMERICA SVC GROUP INC ' coM =
03  AMERICA FIRST PFD EQTY MTG LP EXCH UNIT o
0 1 AMERICA FIRST TAX EXEMPT MT6  BEN UNIT CTF. .~
0 9 - ‘AMERICA FIRST TAX EX MTG FD 2 BEN UNIT CTF: -
. 112" AMERICA WEST AIRLS INC WT B EX 082599
: 02365o,20_3;x AMERICA WEST AIRLS INC CL B e
023650 90 .3 ~ AMERICA WEST AIRLS INC " CALL
02365095 '3 " -AMERICA WEST AIRLS INC © PUT.
023840 10 1. AMERICAN ANNUITY GROUP INC -  COM..
023848 10 ¢  AMERICAN APT CMNTYS INC COM
023905 10 2 % AMDAHL CORP- coM
023905 90 2  AMDAHL CORP CALL
023905 95 2  AMDAHL CORP . PUT.
023912 10 8  AMCORE FINL INC - coM o
023913 10 6 - AMERICA FIRST FINL FD 1987-A . BEN ‘UNIT-CTF
023914 10 ¢ = AMERICA 1ST PREP FD2 LTD PARTN 'BEN- UNIT CTE
024073 10 8 AMERICAN BANCORP NEV ocoM-
024076 40 8 ~ AMERICAN BANCORPORATION OHIO COM NEW .~ . .
02408H 10 6 AMERICAN BANCSHARES INC FLA -COM - . ADDED .
026327 10 8 AMERICAN BK CONN WATERBURY . COM. =& = o
024456 10 5 AMERICAN BANKERS INS GROUP INC COM



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

024490 10
024591 10
024596 10
024596 11
026611 10
024703 10
024703 90
024703 95
0264703 40
026757 10
024759 10
02476F 10
026763 10
024902 10
024905 10
024915 10
024927 10
024928 10
" 025137 10
025137 11
025144 10
02516B 10
025208 10
025352 10
025538 10
02553D 10
025536 10

025537 10

025533 16
025537 .10

025537 90

025537 95

025562 10

025762 60

025762 80

025816 10
025816 90
025816 95
025816 13
025887 10
025893 10
025917 10
025919 10
025920 10
025929 10
026042 10
02608W 10
02608W 90
02608W 95

H RN HOWVURFUVIONO WYY ODOOHMHOWHFONUNOANROWNOMEOPANNANOOOU GO ®O N

ISSUER NAME

AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
% AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERIEAN
AMERICAN
AMERICAN
AMERCIAN
AMERICAN
AMERICAN
AMERICAN.
AMERICAN
AMERICAN
" AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
. AMERICAN
% AMERICAN
AMERICAN

BANKNOTE CORP

BILTRITE INC

BINGO & GAMING CORP

BINGO & GAMING CORP .

BIOGENETIC SCIENCES.

BRANDS INC ' :

BRANDS INC

BRANDS INC -

BRANDS INC

BLDGS CO NEW _

BUSINESS COMPUTERS CP

BUSINESS INFORMATION

'BUSINESS PRODS GA -

CAP BD FD INC

CAP CONV SECS. INC

CAP INCOME TR

CASINO ENTERPRISE NEN

CLASSIC VOYAGES €€

CINEMASTORES INC

CINEMASTORES INC

CLAIMS EVALUATION INC

COIN MERCHANDISING -

COMMUNICATIONS SVCS .

DENTAL TECHNOLOGIES

EAGLE GROUP INE

EAGLE OUTFITTERS INC

ECO CORP .

EDL PRODS INC ﬁ

‘ECOLOGY CORP

'ELEC PWR INC'
ELEC PWR INC
AMERICAN ELEC PWR INC

._AMERICAN{ELECTRONIC COMPONENTS
AMERICAN. EXPL CO :

_ AMERICAN EXPL CO "% "

% AMERICAN EXPRESS €O @ -

* AMERICAN EXPRESS CO -
AMERICAN EXPRESS co*’j»-;
AMERICAN EXPRESS CO
AMERICAN FAMILY RESTAURANTS

- AMERICAN FED BK FSB GREENVILLE.
AMERICAN GOVT INCOME FD INC
AMERICAN GOVT INC PORTF -
AMERICAN GOVT TERM TR. INC
AMERICAN HEALTHCHOICE INC
AMERICAN FILTRONA CORF . :

% AMERICAN FINL GROUP INC

AMERICAN FINL GROUP INC

AMERICAN FINL GROUP INC

ISSUER DESCRIPTION

. COM
. COM

coM
WT E
cL A

%% LIST OF SECTION 13F SECURITIES %%

xpP

COM

PUT .

PFD
COM.

eV $2.67

COM; :
coM’

COM. .-

CoM- . .

coM - .
SH B

EN INT

COM - -
€OM

coM

WT EXP 032198

com-

. EOM
. COM .-
- €COM-

€oM

con,'_
oM -

PUT
coM

CoM
COM

- CALL
- PUT
DECS FDC 1996

COM -
COM.:

CcoM

COM
COM

- COM

coM
€OM
CALL

- COM -
ocom
. COM
CALL

: PFD CV C 1/200

NEW

PUT

121498

PAGE 16
IvM001

STATUS

DELETED
DELETED
DELETED

DELETED

DELETED -
ADDED



PAGE
IVMOOl

" RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES ¥ 17

RUN TIME:11:30

CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
026089 10 2  AMERICAN FINL ENTERPRISES INC COM
02629V 10 8 x AMERICAN FREIGHTWAYS CORP COM
02629V 90 8  AMERICAN FREIGHTWAYS CORP CALL
02629V 95 8 AMERICAN FREIGHTWAYS CORP PUT
026351 10 6 % AMERICAN GENERAL CORP COoM
026351 90 6 AMERICAN GENERAL CORP CALL
026351 95 6 AMERICAN GENERAL CORP PUT
026351 80 9 AMERICAN GENERAL CORP PFD CONV 77 ADDED
026375 10 5 % AMERICAN GREETINGS CORP CL A
026375 90 5 AMERICAN GREETINGS CORP CALL
026375 95 5 AMERICAN GREETINGS CORP PUT
02649V 10 4 AMERICAN HEALTHCORP INC COM
026494 10 4 AMERICAN HEALTH PPTYS INC coM
026522 10 2  AMERICAN HERITAGE LIFE INVT COoM
026609 10 7 % AMERICAN HOME PRODS CORP comM
026609 90 7 AMERICAN HOME PRODS CORP CALL
026609 95 7 AMERICAN HOME PRODS CORP PUT
026609 20 6. AMERICAN HOME PRODS CORP PFD CV $2
026649 10 3  AMERICAN HOMEPATIENT INC CoM
026651 10 9 AMERICAN HOMESTAR CORP COM
026759 10 © AMERICAN INDTY FINL CORP COM
026791 10 3  AMERICAN INDL PPTYS REIT SH BEN INT
02686E 10 6 AMERICAN INSD MTG-INVS L P 85 DEPOSITARY UNIT
02686F 10 3  AMERICAN INSD MTG INVS L P 86 DEPOSITORY UNIT
02686G 10 1 AMERICAN INSD MTG INVS L P 88 DEPOSITORY UNIT
026862 10 2  AMERICAN INSD MTG INVS DEP UNIT PRTNR
026874 10 7 % AMERICAN INTL GROUP INC CoM
026874 90 7 AMERICAN INTL GROUP INC CALL
026874 95 7 AMERICAN INTL GROUP INC PUT
026909 12 7 AMERICAN INTL PETROLEUM CORP WT A EX 030197
026909 40 8 AMERICAN INTL PETROLEUM CORP COM PAR $0.08N
027069 50 9 AMERICAN ISRAELI PAPER MLS LTD ORD IS 10
027219 10 ¢  AMERICAN LIFE GROUP INC COM
027258 10 2 AMERICAN LIST CORP coM
027284 10 8  AMERICAN LOCKER GROUP COM
027352 10 3  AMERICAN MGMT SYS INC CoM
02744E 10 6 AMERICAN MED TECHNOLOGIES INC COM
- 02744L 10 © AMERICAN MEDIA INC CL A
02744L 11 8  AMERICAN MEDIA INC WT EXP 051597
027446 10 3 % AMERICAN MED RESPONSE INC CcoM
027446 90 3  AMERICAN MED RESPONSE INC CALL
0276446 95 3  AMERICAN MED RESPONSE INC PUT
02755R 10 3 % AMERICAN MOBILE SATELLITE CORP COM
02755R 90 3  AMERICAN MOBILE SATELLITE CORP CALL
02755R 95 3  AMERICAN MOBILE SATELLITE CORP PUT
0627649 10 2  AMERICAN MUN INCOME PORTFOLIO COM
027652 10 6 AMERICAN MUN TERM TR INC COM
027653 10 4  AMERICAN MUN TERM TR INC II COM
0276546 10 2 AMERICAN MUN TERM TR INC III COM



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

027722 10
027904 10
02837P 20
028591 10
02864L 10
02872R 10
028727 10
028740 10
028784 10
02882K 10
028882 10
028910 10
6290666 10
029066 90
029066 95
029069 10
029103 10
029103 90
029103 95
029161 10
029163 10
029163 90
029163 95
029166 10
029169 10
029169 20
029177 40
029195 10
02926U 11
02926V 20
02926U 30
029268 20
029316 10
029318 30
029328 10
029362 10
029429 10
029570 10
029579 10
029579 90
029579 95
029595 10
029683 10
029683 90
029683 95
029712 10
029712 90
029712 95
03009T 10

H OOV OVOVUVOVOVOONOHOOARRROVOENAOVODLOCUNNNADO®®HNSNSNNORAND U LU

AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN

' AMERICAN

AMERICAN
AMERICAN
AMERICAN
AMERICAN

AMERICAN

AMERICAN
AMERICAN

'AMERICAN
" AMERICAN

AMERICAN
AMERICAN
AMERICAN

"AMERICAN

AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN

' ISSUER NAME

NATL BANCORP INC

MED ALERT CORP

PAC BK AUMSVILLE ORE
NATL INS CO

NORTEL COMMUNICATIONS
OILFIELD DIVERS INC
OPT INCOME FD INC
PAC CORP

PAC MINERALS LTD
PAGING INC
PHYSICIANS SVC GROUP
ONCOLOGY RES INC

'PWR CONVERSION CORP

PWR CONVERSION CORP
PWR CONVERSION CORP
PRECISION IND DEL
PRESIDENT COS LTD
PRESIDENT COS LTD
PRESIDENT COS LTD
RADIO SYS CORP

RE CORP

RE CORP

RE CORP

REAL ESTATE INVT CORP
REAL ESTATE PARTNR LP
REAL ESTATE PARTNR LP
RLTY TR INC

REC CTRS INC

RES DEL INC

RES DEL INC

RES DEL INC

RESDURCE INC
RESTAURANT PTNR L P
RICE INC -
RIVS OIL CO

SAFETY RAZOR CO

‘SCIENCE & ENGR INC

SELECT PORTFOLIO INC
SENSORS INC

SENSORS INC

SENSORS INC

SHARED HOSPITAL SVCS
SOFTWARE INC
SOFTWARE INC
SOFTWARE INC

STD COS INC DEL

STD COS INC DEL

STD €COS INC DEL
STRATEGIC INCOME III

¥% LIST OF SECTION 13F SECURITIES Xx

PAGE 18
IVMO001

ISSUER DESCRIPTION STATUS

COM
COM

coM

COM.

COM

COM

COM

CcOoM

COM

COM

COM

COM

coM

CALL

PUT

COM

coM

CALL

PUT

CL A

COM

CALL

PUT

CcOoM

DEPOSITRY UNIT
PFD UT CV 5%
COM PAR$.O1NEW
coM

WT EXP 0642496
PFD CONV 8%
COM NO PAR"
COM NEW

CL A INCM PREF
COM NEW

coM

-COM

CcoM
COM
COoM
CALL

"PUT

COM
CL A
CALL
PUT
COM
CALL
PUT
CoM

DELETED

ADDED



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

030096
030096
030096
030098
0306099
030102
030111
030137
030151
030272
0306272
030272
030290
030290
030344
030344
030371
030406
030411
030493
030506
030557
030562
03060F
03060Q
03060R
03060R
03060R
03069V
03069V
03069V
03070D
03070L
03070M
03070N
03070P
03070Q
03070X
03070X
03070X
03071p
030710
030789
030789
030954
030954
030954
030975
031105

10
90
95
10
10
10
10
10
10
10
11
12
AA
10
10
12
10
10
10
10
10
10
10
10
10
10
90
95
10
90
95
20
10
10
10
10
10
10
90
95
10
10
13
50
10
90
95
10
10

*

ISSUER NAME

AMERICAN STORES CO NEW
AMERICAN STORES CO NEW
AMERICAN STORES CO NEW
AMERICAN STRATEGIC INCM PTFL

AMERN STRATEGIC INCOME PTFL II

STUDIOS INC
SUPERCONDUCTOR CORP
TECHNICNAL CERAMICS
TELECASTING INC
TOYS INC

TOYS INC

TOYS INC

TRAVELLERS CORP
TRAVELLERS CORP

UTD GLOBAL

UTD GLOBAL

VANGUARD CORP

WASTE SVCS INC

WTR WKS INC

WHITE CROSS INC
WOODMARK CORP

AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN
AMERICAN

AMERICANA GOLD & DIAMOND HLDGS
AMERICANA HOTEL & REALTY CORP

AMERICAS GROWTH FUND INC
AMERICAS INCOME TR INC
AMERICREDIT CORP
AMERICREDIT CORP
AMERICREDIT CORP

AMERIDATA TECHNOLOGIES INC
AMERIDATA TECHNOLOGIES INC
AMERIDATA TECHNOLOGIES INC
AMERIHOST PPTYS INC
AMERIGON INC

AMERIWOOD INDS INTL CORP
AMERILINK CORP

AMERIQUEST TECHNOLOGIES INC
AMERISTAR CASINOS INC

.AMERIN CORP

AMERIN CORP

AMERIN CORP
AMERISOURCE HEALTH CORP
AMERON INC DEL

AMES DEPT STORES INC
AMES DEPT STORES INC
AMERITECH CORP NEW
AMERITECH CORP NEW
AMERITECH CORP NEW
AMERIGAS PARTNERS L P
AMETEK INC

%% LIST OF SECTION 13F SECURITIES

PAGE
IVMODOl

19

ISSUER DESCRIPTION STATUS

COM
CALL
PUT
COM
CcoM
COM
COM
CoM
COM
COoM
WT EXP 032996
WT EXP. 032996
SUB DB CV 6.5%05
COM
COM

WT EXP
COM

CL A
CoM
CoM
COM
CoM
CoM
CoM
COM
CoM
CaLL
PUT
CoM
CALL -
PUT
COM NEW
CL A
COM
CoM
CoM
COM
COoM
CALL
PUT

CL A
COM

WT EXP

021797

013199

" COM NEW

COM
CALL
PUT
UNIT L P INT
COM



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

031105
031105
031144
031162
031162
031162
031535
031536
031674
031897
031897
031897
031905
031905
031905
031909
032007
032015
032015
032015
032037
032092
032094
032094
032094
032101
032153
032159
032160
032161
032161
032161
032161
032162
032165
032165
032165
032329
032329
032329
032332
032332
03234A
032346
03234J
032343
032345
032346
032346

90
95
10
10
90
95
10
10
20
10
90
95
10
90
95
10
10

10

12
30
10
10
20
90
95
10
10
10
10
AA
10
90
95
10
10
90
95
10
90
95
11
30
16
10
10
30
10
10
90

ISSUER NAME

AMETEK INC
AMETEK INC

%% LIST OF SECTION

AMFED FINANCIAL INC

AMGEN INC
AMGEN INC
AMGEN INC

AMISTAR CORP
AMISYS MANAGED CARE SYS INC

AMNEX INC
AMP INC

AMP INC

AMP INC
AMOCO CORP
AMOCG CORP
AMOCO CORP
AMRESCO INC
AMPACE CORP
AMPAL AMERN
AMPAL AMERN
AMPAL AMERN

ISRAEL CORP
ISRAEL CORP
ISRAEL CORP

O WONVDONONRLRLPENNNOEEEODWUONWNWWOWUNNOCRANNNEHEEOWNUNNNODOD ® WY

AMPCO-PITTSBURGH CORP
AMPEX CORP DEL
AMPHENOL CORP

-AMPHENOL CORP

AMPHENOL CORP
AMPLICON INC

AMRE INC

AMREP CORP NEW

AMRION INC

AMSCO INTL INC

AMSCO INTL INC

AMSCO INTL INC

AMSCO INTL INC

AMSERV HEALTHCARE INC
AMSOUTH BANCORPORATION
AMSOUTH BANCORPORATION
AMSOUTH BANCORPORATION
AMTECH CORP

AMTECH CORP

AMTECH CORP

AMTECH SYS INC

AMTECH SYS INC

AMTROL INC

AMTRAN INC

AMWAY JAPAN LTD
AMVESTORS FINL CORP
AMWEST INS GROUP INC DEL

AMYLIN PHARMACEUTICALS INC
AMYLIN PHARMACEUTICALS INC

13F SECURITIES 3% PAGE

IVMOO01

ISSUER DESCRIPTION STATUS

CALL
PUT

COM DELETED

COoM
CALL
PUT

COoM

comM ADDED
COM NEW
coM
CALL
PUT

COM
CALL
PUT

CoM

COM

CL A

WT A EX 013199

PFD CV 6.50%

COM

CL A ADDED
CL A

CALL

PUT

- CoM
‘COM

CcoM

CoM

SDCV STEP-6.5%02
COM

CALL

PUT

coM

CoM

CALL

PUT

coM

CALL

PUT

WT EXP 121599
COM PAR $0.01
COM

COM

SPONSORED ADR
COM NEW

coM

COM

CALL



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

032346
83235B
032375
032375
032375
032375
032375
032511
032511
032511
032515
032654
032654
032654
032654
032657
032672
032681
032683
032721
032744
032839
033037
03332K
033501
033501
034164
034258
034385

034393

034425
034425
036425
034528
034559
034602
034603
03662H
03662H
03662H
03462H
034638
034642
036663
034861
834870
035229
035229
035229

95
10
AC
1o
90
95
12
10
90
95
16
AB
10
90
95
20
10
10
30
20
ie
10

10

10
AB
10
10
10
10
10
10
90

95.

ie
10
10
ie
10
90
95
12
10
10
10
30
56
10
90
95

%% LIST OF SECTION 13F SECURITIES X

ISSUER NAME

AMYLIN PHARMACEUTICALS INC

AMTRUST

ANACOMP
ANACOMP
ANACOMP
ANACOMP

CAP CORP
INC
INC
INC
INC

PAGE 21
1VM001

ISSUER DESCRIPTION STATUS

PUT

coM

S D CV 13.875%02
CcoM

CALL

PUT

DELETED
DELETED
DELETED
DELETED

ANACOMP INC

ANADARKO PETE CORP
ANADARKG PETE CORP
ANADARKG PETE CORP
ANADIGICS INC

ANALOG DEVICES INC
ANALOG DEVICES INC
ANALOG BEVICES INC
ANALOG DEVICES INC
ANALOGIC CORP

ANALYSIS & TECHNOLOGY INC
ANALYSTS INTL CORP
ANALYTICAL SURVEYS INC

ANANGEL-AMERN SHIPHOLDINGS LTD

ANAREN MICROWAVE INC

_ ANCHOR BANCORP WIS INC

ANCHOR GAMING

ANCOR COMMUNICATIONS INC
ANDERSEN GROUP INC
ANDERSEN GROUP INC
ANDERSONS INC

ANDOVER BANCORP INC DEL
ANDGVER TOGS INC

ANDREA ELECTRONICS CORP
ANDREW CORP

ANDREW CORP

ANDREW CORP

ANDROS INC

ANDYNE COMPUTING LTD
ANERGEN INC

ANESTA CORP

ANGEIGN CORP

ANGEION CORP

ANGEION CORP

ANGEION CORP

ANGELES MTG INVT TR
ANGELES
ANGELICA CORP

ANGLG AMERN CORP SOUTH AFRICA

ANGLO AMERN GOLD INVT LTD
ANHEUSER BUSCH COS INC
ANHEUSER BUSCH COS INC
ANHEUSER BUSCH COS INC

PARTICIPATING MTG TR

WT .EXP 111100
COoM

CALL

PUT

CoM

SUB NT CV 3.5Z00
CoM

CALL

PUT :
COM PAR $0.05
CoM

COM

COM NEW
SPONSORED ADR
COM

coM

COM

COM :
SB DB CV 10.5%02
COM

COM

COM

COM "

CcoM

COM

CALL

PUT

ADDED

CoM

COM
coM
COM
CoM
CALL

PUT

WT EXP 031296 DELETED
CL A SH BEN 1IN
CL A SH BEN IN
coM

ADR

ADR ORD NEW
coM

CALL

PUT



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES xx PAGE

RUN TIME:11:30

CUSIP NO.  ISSUER NAME

% APPLIED INNOVATION INC
APPLIED INNOVATION INC

037916 10
037916 90

035250 10 9  ANICOM INC
035255 10 8 ANIKA RESH INC
035290 10 5 % ANIXTER INTL INC
035290 90 5  ANIXTER INTL INC
035290 95 5 ANIXTER INTL INC
0357645 10 8  ANNAPOLIS BANCSHARES INC
036115 10 3 % ANNTAYLOR STORES CORP
036115 90 3  ANNTAYLOR STORES CORP
036115 95 3  ANNTAYLOR STORES CORP
036338 10 1  ANSAN INC
036338 11 9  ANSAN INC
036338 12 7  ANSAN INC
036338 20 0  ANSAN INC
0366GP 10 5 % ANTEC CORP
03664P 90 5  ANTEC CORP
03664P 95 5  ANTEC CORP
036644 30 0  ANTARES RES CORP
036798 10 6  ANTHONY INDS INC
037337 10 2 ANUHCO INC
037389 10 3 % AON CORP
037389 90 3  AON CORP
037389 95 3  AON CORP
037389 40 0 AON CORP
037411 10 5 % APACHE CORP
037411 90 5 APACHE CORP -
037611 95 5 APACHE CORP
037648R 10 1  APARTMENT INVT & MGMT CO
037489 10 1  APCO ARGENTINA INC CAYMAN IS
037533 10 6 ¥ APERTUS TECH INC
037533 90 6 APERTUS TECH INC
037533 95 6 APERTUS TECH INC
037580 10 7 APEX MUN FD INC
03759P 101  APHTON CORP
03759T 10 3  APOGEE INC
037598 10 9 APOGEE ENTERPRISES INC
037604 10 5 % APOLLO GROUP INC
037606 90 5 APOLLO GROUP INC
037604 95 5  APOLLO ‘GROUP INC
037833 10 0 ¥ APPLE COMPUTER INC
037833 90 0  APPLE COMPUTER INC
037833 95 0  APPLE COMPUTER INC
037857 10 9 % APPLE SOUTH INC
037857 90 9  APPLE SOUTH INC
037857 95 9  APPLE SOUTH INC
037899 10 1 % APPLEBEES INTL INC
037899 90 1  APPLEBEES INTL INC
037899 95 1  APPLEBEES INTL INC

3

3

IvM0a1

ISSUER DESCRIPTION STATUS

- COM

coM

coM

CALL

PUT

coM

coM

CALL

PUT

COM

WT A EX 080800
WT B EX 080800
UNIT EX 080800
CcoM

CALL

PUT

COM PAR $.001

" COM

COM
COM
CALL

PUT

PFD CV 6.25%

- COM

CALL
PUT

CcL A

ORD
com
CALL
PUT
COM
CcOoM
COM.
COM
CL A
CALL
PUT
COM
CALL
PUT
COM
CALL
PUT
COoM
CALL
PUT
coM

CALL



':0383169;_

RUN DATE‘dsyésjéé
RUN TIME:11:30

CUSIP NO. ..;;ISSUER NAME

037916 95 ;{;QAPPLIED INNOVATION INC
037917 10 1% APPLIED BIOSCIENCE INTL INC
037917 90°1 . APPLIED BIOSCIENCE INTL INC

"APPLIED BIOSCIENCE INTL INC

ﬁ,gAPPLIED CELLULAR TECHNOLOGY

% APRIA HEALTHCARE GROUP INC

' APRIA HEALTHCARE GROUP INC

APRIA HEALTHCARE GROUP INC
APPLIED MICROSYSTEMS CORP

APPLETREE INC

" APPLIANCE RECYCLING CTRS AMER

APPLIED BIOMETRICS INC

'APPLIED COMPUTER TECHNOLOGY

ivﬁAPPLIED COMPUTER TECHNOLOGY
“APPLIED DIGITAL ACCESS INC

ZAPPLIED DIGITAL ACCESS INC

DIGITAL ACCESS INC

037917 .95
037931102
037933.10 8
037933 90 8
037933 95 8.
037935 103 -
03816E 30 .
03814F I
03816L 10

638181 ¢
038196
038213 |
038213

MAGNETICS CP DEL
MAGNETICS CP BEL
MAGNETICS CP DPEL
MICROBIOLOGY INC
MICROBIOLOGY INC
MATLS INC

MATLS INC

MATLS INC

PWR INC

SCIENCE & TECHNOLOGY
SCIENCE & TECHNOLGGY
SIGNAL TECHNOLOGY INC

03822L 1f
03822L 11
. 038222 10
. 03822290

038222

f“APPLIEB

.APPLIED

’T.APPLIEB

APPLIED

“APPLIED

% APPLIX INC

S APPLIX INC
APPLIX INC

i APROGENEX INC

. APTARGROUP INC
AQUA CARE

038316

‘038333’
038336

038373, : SYS  INC
038373 - AQUA CARE_SYS INC
038373 °12:2. ' 'AQUA CARE SYS INC
038373°20 5 . AQUA CARE SYS INC
03838R .10 2" AQUAGENIX INC
03838R 11 0. ' AQUAGENIX INC
03838W 10 1 - ‘AQUARION CO
038398 10 6 . - AQUILA GAS PIPELINE CORP
038465 10 0 - ARABIAN SHIELD DEV CO
038496 10 5 ARACRUZ CELULOSE S A
03852L 10 6 * ARAKIS ENERGY CORP
03852L 90 6 ARAKIS ENERGY CORP

6  ARAKIS ENERGY CORP

03852L 95

3% LIST OF SECTION 13F SECURITIES ¥

EXTRUSION TECHNOLOGIES

VOICE. TECHNOLOGY INC

PAGE 23
IvMool

ISSUER DESCRIPTION STATUS

PUT

‘COM

CALL
PUT
coM
coM
CALL
PUT
CcoM
COM NEW
com

COM
COM

WT EXP 102598
coM
CALL
PUT
coM
COM

CALL
PUT
COM -

HT.EXP
CoM

- 113097

CALL

PUT .

CL. A
COM
. WT EXP

111098
coM
COM

- COM
CALL

PUT
coM
COM
COoM..

WT A EX 101498
WT B EX 101498

UNIT EX 101498
COM

WT EXP 091299
COoM

- COM

COM
ADR
COM
CALL

PUT



RUN DATE:03/26/96 %% LIST OF SECTION 13F
RUN TIME:11:30

CUSIP NO.

038528
D3876L
038760
038917
038918
039229
039229
039229
039229
039381
039381
039381
039398
039483
039483
039483
039665
039665
039665
039762

039780

039872
039914
04010A
040112
040157
0460228
040228
040228
040228
04033A
04033A
04033M
04033M
04033M
040408
040438
040448
040515
040712
040790
040790
040903
041327
042166
042166
042166
062167
042170

10
10
10
10
10
10
90
95
30
10
90
95
10
10
90
95
10
90
95
10
10
10
10
10
10
10
AB
10
90
95
10
11
10
11
20
10
10
20
10
10
10
20
10
10
13
40
50
10
10

ISSUER NAME

ARAN ENERGY PLC
ARBOR HEALTH CARE CO
ARBOR DRUGS INC
ARBOR PPTY TR
ARBOR SOFTWARE CORP
¥ ARCADIAN CORP
ARCADIAN CORP
ARCADIAN CORP
ARCADIAN CORP
%¥ ARCH COMMUNICATIONS GROUP INC
ARCH COMMUNICATIONS GROUP INC
ARCH COMMUNICATIONS GROUP INC
ARCH PETE INC NEW
% ARCHER DANIELS MIDLAND CO
ARCHER DANIELS MIDLAND CO
ARCHER DANIELS MIDLAND CO
% ARCTCO INC
ARCTCO INC
ARCTCO INC
ARDEN GROUP INC
ARDEN INDL PRODS INC
AREA BANCSHARES CORP NEW
ARGYLE TELEVISION INC
ARGENT BK LA
ARGENTINA FD INC
ARGONAUT GROUP INC
ARGOSY GAMING CORP
% ARGOSY GAMING CORP
ARGOSY GAMING CORP
ARGOSY GAMING CORP
ARIAD PHARMACEUTICALS INC
ARIAD PHARMACEUTICALS INC
ARIEL CORP
ARIEL CORP
ARIEL CORP
ARISTA INVESTORS CORP
~ ARISTO INTL CORP.
ARISTOTLE CORP
ARIZONA LD INCOME CORP
ARK RESTAURANTS CORP
ARKANSAS BEST CORP DEL
ARKANSAS BEST CORP DEL
ARIZONA INSTRUMENT CORP
ARLEN CORP
ARMANING FOODS. DISTINCTION INC
ARMANINO FOODS DISTINCTION INC
ARMANINO FOODS DISTINCTION INC
ARMATRON INTL INC
% ARMCO INC

SECURITIES %

PAGE 24
IVM001

ISSUER DESCRIPTION STATUS

SPONSORED ADR
COM

COM

COM

CoM

COM .

CALL

PUT

PFD CONV SER A
com
CALL
PUT . =
coM - -

coM

CALL

PUT

coM

CALL - -
PUT "

CL A

coM -

coM

COM SER A
COM

COM

coM

SB NT CONV 12%01
COoM’

CALL

PUT

COM
WT EXP 052099
COM

WT EXP 012400
UNIT EX 122199
coM

€OM"

COM NEW

CL A
- COM
.. coM

PFD. A CV EXCH
COM

oM

WT EXP 031896
'COM NO PAR
UNIT EX 031896
COM '
con’

DELETED

ADDED

DELETED



" RUN DATE:d3/26/96 %% LIST OF SECTION 13F

~ RUN TIME:11:30
CUSIP NO. ISSUER NAME
042170 90 0 ARMCO INC
042170 95 0  ARMCO INC
042170 20 9  ARMCO INC
042170 30 8 ARMCO INC
062170 60 7 ARMCO INC
062256 10 7 ARMOR ALL PRODS CORP
042676 10 1 % ARMSTRONG WORLD INDS INC
042676 90 1 ARMSTRONG WORLD INDS INC
0626476 95 1 ARMSTRONG WORLD INDS INC
042595 10 8  ARNOLD INDS INC
0642666 10 7 ARONEX PHARMACEUTICALS INC
04269W 10 7  ARRIS PHARMACEUTICAL CORP
062698 30 8 ARRHYTHMIA RESH TECHNOLOGY INC
042727 10 7  ARROW AUTOMOTIVE INDS INC
042735 10 0 % ARROW ELECTRS INC
042735 90 0 ARROW ELECTRS INC
042735 95 0 ARROW ELECTRS INC
042746 .10 2 ARROW FINL CORP
042766 10 0  ARROW INTL INC
042769 10 9 ARROW TRANSN CO
043136 10 0 ARTHROCARE CORP
04314L 10 6 % ARTISOFT INC
04314L 90 6 ARTISOFT INC
04314L 95 6 ARTISOFT INC
043142 10 8 ARTISTIC GREETINGS INC
043147 10 7 ARTRA GROUP INC
063168 10 3 ARTS WAY MFG INC
043339 AF 7  ARVIN INDS INC
043339 10 0 % ARVIN INDS INC
043339 90 0  ARVIN INDS INC
043339 95 0  ARVIN INDS INC
043612 10 5 ASANTE TECHNOLOGIES INC
043413 10-3 % ASARCO INC
043413 90 3  ASARCO INC
043413 95 3  ASARCO INC
043491 10 9 % ASCEND COMMUNICATIONS INC
043491 906 9 ASCEND COMMUNICATIONS INC
043491 95 9  ASCEND COMMUNICATIONS INC
043628 10 6 ASCENT ENTMT GROUP INC
043655 30 7 ASEA AB
043659 10 1  ASECO CORP
043763 20 2  ASHANTI GOLDFIELDS LTD
043906 10 6 ASHLAND COAL INC
046206 AA 3  ASHLAND INC
0644204 10 5 % ASHLAND INC
0446206 90 5 ASHLAND INC
044204 95 5  ASHLAND INC
044204 20 4 ASHLAND INC
046901 10 6 ASIA PAC FD INC

SECURITIES x PAGE 25
IvMool

ISSUER DESCRIPTION STATUS

CALL

PUT

PFD CV $2.10
PFD CV $4.50
PFD CVA $3.625
CoM

CoM

CALL

PUT

COM

ComM

CcoM

COM PAR $0.01
COM

CoM

CALL

PUT

CoM

COM

COM

COM ADDED
CcoM

CALL

PUT

coMm

CoM

CcoM '
SUB DB CV 7.5%16
CoM

CALL

PUT

COM

COM

CALL

PUT

COM

‘CALL

PUT

COM

SPONSORED ADR
COM

GLOB DEP RCPT ADDED
CoM

SB DB CV 6.75%14
coM .
CALL

PUT

PFD CV $3.125
coM



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES X% PAGE 26

RUN TIME:11:30 - © IV¥M001
CUSIP NO. "~ ISSUER NAME . ISSUER DESCRIPTION STATUS
06516H 10 1 * ASHWORTH INC COM

04516H 90 1 ASHWORTH INC CALL

04516H 95 1 ASHWORTH INC PUT

045167 10 5 ASIA TIGERS FD INC COM, .

04516V 10 0 ASIA PULP & PAPER LTD SPONSORED ADR

045237 10 4 * ASPECT TELECOMMUNICATIONS CORP COM

045237 90 4  ASPECT TELECOMMUNICATIONS CORP CALL

045237 95 4 ASPECT TELECOMMUNICATIONS CORP PUT

045243 10 2 ASPEN BANCSHARES INC COM

045301 10 8  ASPEN IMAGING INTL INC COM

045327 10 3 ASPEN TECHNOLOGY INC - COM

045417 10 2 ASSET INVS CORP CoM :

04543L AA 7 ASSISTED LIVING CONCEPTS INC  SUBDBCV144A 7205

045431 10 9 ASSISTED LIVING CONCEPTS INC COM

045487 10 5 ASSOCIATED BANC CORP CcoM

1045604 10 5  ASSOCIATED ESTATES RLTY CORP ~ COM

045606 30 3  ASSOCIATED ESTATES RLTY CORP PFD DEP 1/10 A

045651 10 6 ASSOCIATED GROUP INC CL A

045651 20 5  ASSOCIATED GROUP INC CL B

04622E 10 9 ASTEA INTL INC , COM

066220 ‘10 9 ASTA FDG INC COM

046224 10 1 ASTEC INDS INC CoM

046265 10 4 ¥ ASTORIA FINL CORP CoM

0646265 90 4  ASTORIA FINL CORP CALL

046265 95 4  ASTORIA FINL CORP PUT

04638F 10 8 ASTRO-MED INC NEW COM S
04638M 10 3  ASTRO SCIENCES CORP coM : DELETED
046433 10 8 ASTRONICS CORP CoM : :
046465 10 © ASTROSYSTEMS INC COM

04648X 10 7  ASYST TECHNOLOGY CORP COM

046487 10 4 ASTROTECH INTL CORP NEW COM

0464999 10 9 ATALANTA SOSNOFF CAP CORP CoM

046515 AA 0  ATARI CORP : SB DB CV 5.25%02

046515 10 2 * ATARI CORP coM

046515 90 2  ATARI CORP : CALL

046515 95 2 ' ATARI CORP - PUT. -

0646613 10 5 ATCHISON CASTING CORP - COM

0468546 10 5 % ATHENA NEUROSCIENCES INC - COM

046854 90 5 ATHENA NEUROSCIENCES INC CALL

0646854 95 5  ATHENA NEUROSCIENCES INC PUT

047465 10 9 ATHEY PRODS CORP COoM

047620 10 9 ATKINSON GUY F CO CALIF COM

047753 10 8  ATLANTA GAS LT CO CoM DELETED
048209 AC 4  ATLANTIC AMERN CORP SUB NT CONV 8797

048209 10 0 ATLANTIC AMERN CORP » COM

048263 10 7 ATLANTIC BEVERAGE INC coMm

048396 10 5  ATLANTIC COAST AIRLS INC COoM

048556 10 ¢  ATLANTIC GULF COMMUNITIES CORP COM

048785 10 9 ATLANTIC PHARMACEUTICALS INC COM



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

048785
048785
048825
048825
048825
048825
048825
048869
0648869
048869
048903
049079
049148
049156
049164
049267
049267
049513
049513
049513
049560
049626
04962L
04962P
050095
050103
1050103
050103
050473
05071H
050757
050757
050839
051042
051042
051042
051503
051526
051526
051526
051629
051629
051913
052116
052116
052116
052481
0526482
052528

11
20
10
90
95
20
40
10
90
95
10
10
10

10

10
13

-30

10
90
95
10

10

10
10
10
10
90
95
10
10
AB
10
10
10
90
95
10
10
90
95
AC
10
10
10
90
95
10
10
30

ISSUER NA

ATLANTIC
ATLANTIC
ATLANTIC
ATLANTIC
ATLANTIC
ATLANTIC

'ATLANTIC

ATLANTIC
ATLANTIC
ATLANTIC
ATLANTIC
ATLANTIC
ATLANTIS
ATLANTIS
ATLAS AIR
ATLAS COR
ATLAS 'COR
ATMEL COR
ATMEL COR
ATMEL COR
ATMOS ENE
ATRIA SOF
ATRIX LAB
ATRIX INT

ME

PHARMACEUTICALS INC
PHARMACEUTICALS INC -

RICHFIELD
RICHFIELD
RICHFIELD
RICHFIELD
RICHFIELD
SOUTHEAST
SOUTHEAST
SOUTHEAST

%% LIST OF SECTION 13F SECURITIES 3x

co
co
co
co
co
AIRLS INC
AIRLS INC
AIRLS INC

ENERGY INC N J
TELE NETWORK INC

GROUP INC

NEW

PLASTICS INC

INC
P
P
P
P
P
RGY CORP
TWARE INC
s INC
L INC

ATWOOD OCEANICS INC

AU BON PA
AU BON PA
AU BON PA

IN INC
IN INC
IN INC

. AUBURN NATL BANCORP

AUDIO KING CORP

'AUDIOVOX CORP

AUDIOVOX CORP

AUDITS & SURVEYS WORLDWIDE INC

AUGAT INC

-AUGAT INC

AUGAT INC
AULT INC

‘AURA SYS

AURA SYS
AURA SYS

INC
INC
INC

AURORA ELECTRONICS INC
AURORA ELECTRONICS INC

AURTEX IN
AUSPEX SY
AUSPEX SY
AUSPEX SY
AUSTINS I

c

S INC

s INC

S INC
NTL INC

AUSTINS STEAKS & SALOON INC

AUSTRALIAGNEW ZEALAND BKG GRP

PAGE 27

IVMo0l
ISSUER DESCRIPTION STATUS

WT EXP 121400
UNIT EX 121400

.COM

CALL
PUT

PFD CV $3
PREF CV $2.80
COM

CALL

PUT

COM

COM

COM

COM

COM

WT 15.625 PERP
COM NEW

COM

CALL

PUT

CcoM

COM

COM

COM

CoM

CL A

CALL

PUT

COM

COM

SUBDB CV 6.25%01
CL A

COM

COM

CALL

PUT

COM
CcoM
CALL
PUT
SB DB Cv 7.75%01
COM
COM

‘COM

CALL
PUT
COM
CoM
SPONSORED ADR



RUN DATE:83/26
RUN TIME:11:30

CUSIP NO.

052587 10
052591 15
052661 10
052661 90
052661 95
052754 10
052754 20
052769 10
052769 90
652769 95
052776 10
052776 90
052776 95
052777 10
052786 10
052786 11
052803 10
052877 20
052905 10
052907 10
053015 AC
053015 10
053015 90
053015 95
053323 10
053323 90
053323 95
053332 10
053332 90
053332 95
05342P 10
053431 10
053469 10
053469 20
053487 10
053494 10
053547 10
053555 10
053596 10
053596 11
053596 20
053611 10
053611 90
053611 95
053668 10
05367P 10
05367P 90
05367P 95
05379P 30

POOCONVVOVHHFONDODUVMOLEHPNNONNRNEREOWNWNKNSNNOOOWROOHRKMEFONGOGAANDODUDWGBMOMWN
' X

/96

ISSUER NAME

AUSTRIA FD INC

AUSTRIA REP :
AUTHENTIC FITNESS CORP
AUTHENTIC FITNESS CORP
AUTHENTIC FITNESS CORP
AUTO TROL TECHNOLOGY CORP
AUTO TROL TECHNOLOGY CORP
AUTODESK INC

AUTODESK INC

AUTODESK INC

AUTOIMMUNE INC

AUTOIMMUNE INC

AUTOIMMUNE INC

AUTOINFO INC.

AUTOLEND GROUP INC
AUTOLEND GROUP INC
AUTOLOGIC INFORMATION INTL
AUTOMATED SEC HLDG PLC
AUTOMOBILE PROTN CORP-APCO
AUTOCAM CORP

AUTOMATIC DATA PROCESSING I
AUTOMATIC DATA PROCESSING INC

NC -

AUTOMATIC DATA PROCESSING INC

AUTOTOTE CORP
AUTOTOTE CORP
AUTOTOTE CORP -
AUTOZONE INC -
AUTOZONE INC
AUTOZONE INC
AVALON -CAP 'INC
AVALON COMNTY SVCS INC
AVALON PPTYS INC
AVALON PPTYS INC
AVANT CORP

AVATAR HLDGS INC
AVECOR CARDIOVASCULAR INC
AVEMCO CORP

AVERT INC

AVERT INC

AVERT INC

AVERY DENNISON CORP
AVERY DENNISON CORP
AVERY DENNISON CORP
AVIALL INC NEW

AVID TECHNOLOGY INC
AVID TECHNOLOGY INC
AVID TECHNOLOGY INC
AVIVA PETE INC

'AUTOMATIC DATA PROCESSING INC

%% LIST OF SECTION 13F SECURITIES xx

ISSUER DESCRIPTION

COM
STK INDEX GRW
COoM
CALL
PUT
COM
COM PAR $06.02
COM
CALL
PUT
CoM
CALL
PUT
COM
COM
WT A EX 073096
COM
ADR
COM
COM

LYON SUB ZERO 12

COM
CALL
PUT
CL A
CALL
PUT

COM

CALL

PUT

COM

COoM

COM

PFD CV A

COM

coM

COM

coM

COM

WT EXP 043097
UNIT EX 043097
COM

CALL

PUT

COM

COM

CALL

PUT

BEP 'SH REP5COM

PAGE = 28
IvMoo01l

STATUS

DELETED
ADDED

ADDED

ADDED



" RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

053801
053801

053807

053807
053807
0564303
054303
054303
054341
054350
054350
054350
0564681
054776
054802
054802
054802
054825
054904
054915
054916
0655090
055176
055270
055283
055283
055283
055283
055293
055293
055293
055300
05534B
055355
05537W
05538E
05538H
055387
055407
05544W
055442
055446
055448
055448
055448
055467
055472
05548E
055482

10
11
10
90
95
10
90
95
10
10
90
95
10
10
10
90
95
10
10
10
10
10
io
50
AA
10
90
95
10
11
12
10

10

10
20
10
20
10
10
10
10
10
10
90
95
20
10
10
10

ISSUER NAME

AVITAR INC NEW
AVITAR INC NEW
AVNET 1INC

AVNET INC

AVNET INC

AVON PRODS INC
AVON PRODS INC
AVON PRODS INC
AVONDALE FINL CORP
AVONDALE INDS INC
AVONDALE INDS INC
AVONDALE INDS INC
AYDIN CORP

AZCO MNG INC DEL
AZTAR CORP

AZTAR CORP

AZTAR CORP’

AZTEC MFG CO

B&H MARITIME CARRIERS LTD
BEA STRATEGIC INCOME FD INC
BEA INCOME FD INC

B&H OCEAN CARRIERS LTD

BAB HLDGS INC
BATINDSPLC

BBN CORP

BBN CORP

BBN CORP

BBN CORP

BCAM INTL INC

BCAM INTL INC

BCAM INTL INC

BCB FINL SVCS CORP

BCE INC

BCT INTL INC

BDM INTERNATIONAL INC

BEI ELECTRS INC

BET PUB LTD CO

BF ENTERPRISES INC

BFS BANKORP INC

BHC FINL INC

BGS SYS INC

BHA GROUP INC

BHC COMMUNICATIONS INC
BHC COMMUNICATIONS INC
BHC COMMUNICATIONS INC
B I INCORPORATED

BISYS GROUP INC

BKC SEMICONDUCTORS INC

¥ BJ SVCS Co

¥% LIST OF SECTION 13F SECURITIES ¥

PAGE 29
IVM0O01

ISSUER DESCRIPTION STATUS

CoM
WT EXP
COM
CALL
PUT
CoM
CALL
PUT
COM
COM
CALL
PUT
CoM
CoM
COM
CALL
PUT
comM
COM
comM
COM
COM
COoM
SPONSORED ADR
SUB DEV CV 6%12
COM

CALL

PUT

coM

WT B EX 011797
WT E EX 011797
COM

COoM

ComM

COM NEW

COoM

SPONSORED ADR
COM

COM

COM

COM

CL A

CL A

CALL

PUT

COM NEW

CoM

COM

coM

081196



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

055482
055482
055482
055607
055607
055607
05561Q
05562T
05562T
05562T
055630
05564E
055645
055652
05576J
055763
055816
055916
055918
055921
055921
055921
055926
055926
055926
055936
056007
056032
056039
056046
056180
056180
056180
656180
05635V
05635W
056359
056525
056543
056771
057097
057149
057213
057224
057224
057226
057224
057232
057232

90
95
11
10
90
95
20
10
149
30
10
10
30
10
10
10
10
10
10
10
90
95
10
90
95
10
20
10
10
10
AA
10
90
95
10
10
10
10
10
30
10
10
10

AH,

10
90
95
AA
10

3
3
1
5
5
5
1
5
7
3
7
6
3
1
1
6
2
5
6
0
0
0
9
9
9
8
6
5
0
0
0
2
2
2
3
1
2
8
1
6
7
6
0
0
7
7
7
8
0

*

*

*

3*

" BAKER

%

3

ISSUER NAME

BJ SVCS CO
BJ SVCS CO

BJ SVCS CO

BMC INDS INC MINN

BMC INDS INC MINN

BMC INDS INC MINN

BOK FINL CORP

BPI PKG TECHNOLOGIES INC
BPI PKG TECHNOLOGIES INC
BPI PKG TECHNOLOGIES INC
BP PRUDHOE BAY RTY TR
BRE PROPERTIES INC

BRT RLTY TR

BSB BANCORP

BTG INC

BT FINL CORP

BT OFFICE PRODS INTL INC
BMJ FINL CORP

BNH BANCSHARES INC

BMC SOFTWARE INC

BMC SOFTWARE INC

BMC SOFTWARE INC

BMC WEST CORP

BMC WEST CORP

BMC WEST CORP

BNCCORP INC

BT SHIPPING LTD

BTU INTL INC

BWAY CORP

BW/IP INC

BABY SUPERSTORES INC
BABY SUPERSTORES INC
BABY SUPERSTORES INC
BABY SUPERSTORES INC
BACK
BACK YD BURGERS INC

BACHMAN INFORMATION SYS INC
BADGER METER INC

BADGER PAPER MLS INC

BAILEY CORP

BAIRNCO CORP

BAKER MICHAEL CORP

BAKER FENTRESS & CO

HUGHES INC

HUGHES INC

HUGHES INC

HUGHES INC

J INC

J INC

BAKER
BAKER
BAKER
BAKER
BAKER

¥% LIST OF SECTION 13F SECURITIES xx

BAY RESTAURANT GROUP INC

PAGE
IVMOO01

30

ISSUER DESCRIPTION STATUS

CALL
PUT

WT EXP
COM .
CALL
PUT

COM NEW

041300

COM

WT B EX 100896
PFD CL A CONV
UNIT BEN INT
CL A :
SH BEN INT NEW

COM

coM

COM

CcoM

comM

CcoM

CoM

CALL

PUT

COM

CALL

PUT

COoM

SPONSORED ADR
coM

COM

CL A

SUBNTCV 4.875%00
COM
CALL
PUT
COM
coM
COM
COM
CoM
CoM
COoM
COM
CoM
SR LYON ZERO
COM

CALL

PUT

SUB NT CONV 7X%02
CcomM

ADDED

PAR $0.10

08



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

057232
057232
057665
057741
057755
057755
058246
058264
058498
058498
058498
058516
058566
058566
058566
05858H
05873C
05873C
05873C
05873C
05873C
05873C
05873C
058734
05873J
05873K
058731
058731
058731
058822
058825
058825
059165
059165
059165
059438
059438
059438
059438
05944R
05945F
05945K
0859450
059456
059456
059456
059458
059470
059479

90
95
20
10
10
20
10
10
10
90
95
10
10
90
95
10
AA
AB
AC
10
90
95
30
10
11
10
10
90
95
10
10
11
10
90
95
10
90
95
50
10
10
10
10
10
20
30
20
40
30

WO NAEAATNWON~RFHFOOODDONOCODODDOYAGTRROOONISILPODODOUMOOOOONOVOODODOO O

%% LIST OF SECTION 13F

ISSUER NAME

BAKER
BAKER

J INC
J INC

BALCHEM CORP
BALDOR ELEC CO
BALDWIN & LYONS INC

BALDWIN &

LYONS INC

BALDWIN PIANO & ORGAN CO
BALDWIN TECHNOLOGY INC
BALL CORP

BALL CORP

BALL CORP

BALLANTYNE OMAHA INC

BALLARD MED
BALLARD MED
BALLARD MED
BALLARD PWR.

BALLY
BALLY
BALLY
BALLY
BALLY
BALLY
BALLY

PRODS
PRODS
PRODS
SYS INC
CORP
CORP
CORP
CORP
CORP
CORP
CORP

ENTMT
ENTMT
ENTMT
ENTMT
ENTMT
ENTMT
ENTMT

BALLYS GRAND INC
BALLYS GRAND INC

BALLY

TOTAL FITNESS HLDG CORP

BALLY GAMING INTL INC

BALLY

GAMING INTL INC

BALLY GAMING INTL INC
BALTEK CORP

BALTIC INTL USA INC
BALTIC INTL USA INC
BALTIMORE GAS & ELEC CO
BALTIMORE GAS & ELEC CO
BALTIMORE GAS & ELEC CO
BANC ONE CORP

BANC ONE CORP

BANC ONE  CORP

BANC ONE CORP

BANCA

QUADRUM S A

BANCFIRST CORP
BANCINSURANCE CORP
BANCFIRST CORP ZANESVILLE OHIO

BANCO
BANCO
BANCGO
BANCO
BANCO
BANCO

BILBAO VIZCAYA INTL GIBR
BILBAG VIZCAYA INTL GIBR
BILBAO VIZCAYA INTL GIBR
BILBAC VIZCAYA S A

CENTRAL HISPANOGAMERICANO
COMERCIAL PORTUGUES S A

PAGE
IVMOO1

SECURITIES. X 31

ISSUER DESCRIPTION STATUS

CALL
PUT

CcoM

COM

CL A

cL B’

coM

CL A

coM

CALL

PUT

CoM

COoM

CALL

PUT

CoM

SUB DEB CV 6%98
SUB DEB CV 10%06
SRSB DEB CV 8%00
coM

CALL

PUT

PRIDES 8%

COM

WT EXP
coM
CcoM
CALL
PUT
CcOoM
coM

WT EXP
coM
CALL
PUT
COM
CALL
PUT
PFD C CV $3.5
SPONSORED ADR
COM

COoM

COoM

SPONSORED ADR
SPON ADR PRF B
SP ADR PREF C
SPONSORED ADR
ADR NEW

SPNSRD ADR NEW

081900
ADDED

042698



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES X PAGE 32

RUN TIME:11:30 IVM001
CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
059504 10 O BANCO DE A EDWARDS SPNS ADR REP A

059538 20 7 BANCO DE GALICIA Y BUENOS AIRE SPNS ADR B NEW

059574 20 2 BANCO DE SANTANDER ADR

059591 10 7 BANCO FRANCES DEL RIO DE LA PL SPONSORED ADR

059594 40 8 BANCO GANADERO S A SPONSRD ADR B

059594 50 7 BANCO GANADERO S A SP ADR PREF C

059600 10 6 BANCO INDL COLOMBIANO S A SP ADR PREF

059629 10 5 BANCO 0 HIGGINS SPONSERED ADR

059631 10 1 BANCO OSORNO Y LA UN SPON ADR SER A

059651 10 9 BANCO WIESE SPONSORED ADR

059684 10 0 BANCORP CONN INC CoM

059685 10 7 % BANCORP HAWAII INC comM

0659685 90 7 BANCORP HAWAII INC CALL

059685 95 7 BANCORP HAWAII INC PUT

059692 10 3 BANCORPSOUTH INC CoM

059695 10 6 BANCROFT CONV FD INC COM

059784 10 8 ¥ BANCTEC INC - CoM

059784 90 8 BANCTEC INC CALL

059784 95 8 BANCTEC INC PUT

059815 10 0 x BANDAG INC ' CoM

059815 90 0 BANDAG INC CALL

059815 95 0 BANDAG INC PUT

059815 30 8 % BANDAG INC CL A

059815 90 8 BANDAG INC CALL

659815 95 8 BANDAG INC PUT

060003 10 © BANDO MCGLOCKLIN CAP CORP COoM

060077 10 4 BANGOR HYDRO ELEC CO COM

060339 10 8 BANISTER FOUNDATION INC COoM

060716 10 7 % BANK OF BOSTON CORP CoM

060716 90 7 BANK OF BOSTON CORP CALL

060716 95 7 BANK OF BOSTON CORP PUT

061589 10 7 BANK COMM SAN DIEGO CALIF COM

062401 10 4 BANK OF GRANITE CORP COM

063671 10 1 BANK MONTREAL QUE CcomM

063787 10 5 BANK NASHVILLE TENN coM

063787 11 3 BANK NASHVILLE TENN WT EXP 123198

063854 10 3 BANK NEW HAMPSHIRE CORP CoM

064057 AK 8 BANK NEW YORK INC ' SUB DB CV 7.5%01

064057 10 2 % BANK NEW YORK INC COM

064057 90 2 BANK NEW YORK INC CALL

064057 95 2 BANK NEW YORK INC PUT

065066 10 2 BANK SOUTH CAROLINA CORP COM

065068 10 8 % BANK SOUTH CORP ' COM DELETED
065068 90 8 BANK SOUTH CORP CALL ' DELETED
065068 95 8 BANK SOUTH CORP PUT DELETED
065118 10 1 BANK SOUTHINGTON CONN COoM

065631 10 3 BANK WEST FINL CORP COM

065908 10 5 BANKATLANTIC BANCORP CL B

065908 50 1 BANKATLANTIC BANCORP CL A ADDED



" RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

066050
066050
066050
066120
066157
066229
066229
066229
066279
066365
066365
066365
066365
066365
06646L
066528
066528
066525
066700
066704
06682N
06682P
06682R
066821
06683L
06683M
066908
066908
066908
067160
06738E
067383
067383
067383
067512
067774
067774
067774
067806
067901
067901
0867901
068055
068055
068055
068055
068221
068306
068313

10
90
95
10
10
10
90
95
10
10
90
95
76
81
10
10
20
10
10
10
10
10
10
10
19
10
10
90
95
10
20
10

90 .

95
10
10
90
95
10
10
90
95
10
90
95
30
10
10
10

*

*

%

5
5
5
6
8
5
5
5
0
7
7
7
8
8
(1]
3
2
6
5
7
1
6
2
9
A
2
G
4
4
1
4
9
9
9
3
9
9
9
9
8
8
8
2
2
2
)]
0
9
5

ISSUER NAME

BANKAMERICA CORP
BANKAMERICA CORP
BANKAMERICA CORP
BANKERS CORP

BANKERS FIRST CORP
BANKERS LIFE HLDG CORP
BANKERS LIFE HLDG CORP
BANKERS LIFE HLDG CORP
BANKERS NT INC

BANKERS TRUST N Y CORP
BANKERS TRUST N Y CORP
BANKERS TRUST N Y CORP
BANKERS TRUST N Y CORP
BANKERS TRUST N Y CORP
BANKNORTH GROUP INC DEL
BANKUNITED FINL CORP
BANKUNITED FINL CORP
BANNER AEROSPACE INC
BANPAIS S A

BANPONCE CORP NEW
BANYAN HOTEL INVT FD
BANYAN MTG INVT FD
BANYAN STRATEGIC LD FD 11
BANTA CORP

BANYAN SHORT TERM INCOME TR
BANYAN STRATEGIC RLTY TR
BANYAN SYS INC

BANYAN SYS INC

BANYAN SYS INC

BARBERS HAIRSTYLING FOR MEN
BARCLAYS PLC

BARD C R INC

BARD C R INC

BARD C R INC

BAREFOOT INC

BARNES & NOBLE INC
BARNES & NOBLE INC
BARNES & NOBLE INC
BARNES GROUP INC

BARRICK GOLD CORP
BARRICK GOLD CORP
BARRICK GOLD CORP
BARNETT BKS INC

BARNETT BKS INC

BARNETT BKS INC

BARNETT BKS INC

BARNWELL INDS INC

BARR LABS INC

BARRA INC

EC

¥ | IST OF SECTION 13F SECURITIES xx
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ISSUER DESCRIPTION STATUS

CoM

CALL

PUT

COM

CcoM

comM

CALL

PUT

CcoM

CcoM

CALL

PUT

CAP CONV 6.0%
CAP CV 7.625%
COoM

CL A

PFD CONV 1993

. COM

SPONSOR ADR L DELETED
COoM
COM
COM
CcoM
CoM
COM
SH BEN INT
COM
CALL
PUT
CoM
ADR
COoM
CALL
PUT
CcoM
COoM
CALL
PUT
CoM
CcoM
CALL
PUT
COM
CALL
PUT
PFD A CONV $
ComM
CoM:
COM

DELETED



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

068663
068480
068480
068480
068501
068509
068509
068512
068659
068798
068891
068891
069779
069779
069904
070036
070107
070203
071327
071593
071593
071593
071593
071707
071707

071707

071813
071813
071813
072012
0726443
072510
072510
072510
072531
072612
07262L
072723
072723
072723
073051
073098
073302
073302
073302
073320
073678
07384R
073902

10
20
90
95
30
13
60
10
20
10
11
30
10
20
20
10
10
10
10
10
90
95
30
10
90
95
10
90
95
10
20
10
90
95
10
60
10
10
90
95
10
20
10
90
95
10
10
10
10

QH&MHHHI\J\-Q\D\OH\DO«OOQW\I\D\D\Dw“wlﬂ\l\l\ll\)J\NQOWO\OQNQNUJNWHHHQ

3

ISSUER  NAME

BARRETT BUSINESS SERVICES INC

BARRETT RES CORP
BARRETT RES CORP
BARRETT RES CORP

BARRIE RICHARD FRAGRANCES INC

BARRINGER TECHNOLOGIES INC
BARRINGER TECHNOLOGIES INC
BARRINGTON BANCORP INC

BARRISTER INFORMATION SYS CORP

BARRY R G CORP OHIO
BARRYS JEWELERS INC NEW
BARRYS JEWELERS INC NEW
BASE TEN SYS INC

BASE. TEN SYS INC

BASS PUB LTD CO

BASIC PETE INTL LTD
BASIN EXPL INC

BASSETT FURNITURE INDS INC
BATTERY TECH INC

BATTLE MTN GOLD CO
BATTLE MTN GOLD CO
BATTLE MTN GOLD CO
BATTLE MTN GOLD CO
BAUSCH & LOMB INC
BAUSCH & LOMB INC
BAUSCH & LOMB INC
BAXTER INTL INC

BAXTER INTL INC

BAXTER INTL INC

BAY APT CMNTYS INC

BAY MEADOWS OPER CO

BAY NETWORKS INC

BAY NETWORKS INC

BAY NETWORKS: INC

BAY RIDGE BANCORP INC
BAY ST GAS CO

BAY VIEW CAP CORP DEL
BAYBANKS INC

BAYBANKS INC

BAYBANKS INC

BAYOU STL CORP LA PLACE
BAYPORT RESTAURANT GROUP INC
BE AEROSPACE INC

BE AEROSPACE INC

BE AEROSPACE INC

BE SEMICONDUCTOR INDS N V
BEACON PPTYS CORP

BEARD CO

BEAR STEARNS COS INC

. %% LIST OF SECTION 13F SECURITIES ¥

PAGE
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ISSUER DESCRIPTION STATUS

‘COM -
- COM PAR $0.01
.CALL

PUT.

COM NEW

WT E EX 122095
COM NEW

CcoM

COM NEW

CoM

WT EXP 070102
COM NO PAR

CL B CV

CL A

SPONSORED ADR
COM :

COoM

COM -

CcoM

DELETED

. COM
CALL

PUT

PFD CONV $3.25
COM

CALL.

. PUT.

CcoM
CALL

PUT

com
PAIRED CTF
COM

CALL

PUT

COM -

COM PAR $3.33
coM

coM

DELETED

CALL

PUT

" CL A
- COM NEW

COM
CALL
PUT
NY REGSTRY SHS
COM
COM
CoM



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

073902
073902
073902
073902
073902
073902
073902
073902
073902
073902
074005
074655
07556Q
07556Q
075816
075816
075816
075887
075887
075887
075896
075896
075896
076014
076446
076590
0773647
077447
077459
077500
077852
077853
077853
077853
077902
077903
077903
077903
077903
077905
077905
077905
077910
078107
078137
07814V
07814V
079860
079860

90
95
13
14
19
21
26
28
29
32
20
10
10
20
10
90
95
10
90
95
10
90
95
10
20
10
10
10
10
10
10
10
90
95
10
AA
10
90
95
10
90
95
10
10
10
10
11
10
90
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ISSUER NAME

BEAR STEARNS CO0S INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEAR STEARNS COS INC
BEARINGS INC OHIO

BEAUTICONTROL COSMETICS INC

BEAZER HOMES USA INC
BEAZER HOMES USA INC
BECKMAN INSTRS INC NEW
BECKMAN INSTRS INC NEW
BECKMAN INSTRS INC NEW
BECTON DICKINSON & CO
BECTON DICKINSON & CO
BECTON DICKINSON & CO
BED BATH & BEYOND INC
BED BATH & BEYOND INC
BED BATH & BEYOND INC
BEDFORD BANCSHARES INC
BEDFORD PPTY INVS INC
BEEBA®S CREATIONS INC
BEL FUSE INC

BELDEN & BLAKE CORP
BELDEN INC '
BELDING HEMINWAY INC NEW
BELL & HOWELL CO NEW
BELL ATLANTIC CORP

BELL ATLANTIC CORP

BELL ATLANTIC CORP

BELL BANCORP INC

BELL SPORTS CORP

BELL SPORTS CORP

BELL SPORTS CORP

BELL SPORTS CORP

BELL & HOWELL HLDG6S INC
BELL & HOWELL HLDGS INC
BELL & HOWELL HLDGS INC
BELL CABLEMEDIA PLC
BELL INDS INC

BELL MICROPRODUCTS INC
BELL TECHNOLOGY GROUP LTD
BELL TECHNOLOGY GROUP LTD
BELLSOUTH CORP
BELLSOUTH CORP

%% LIST OF SECTION 13F SECURITIES x*x
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ISSUER DESCRIPTION STATUS

CALL
PUT

WT EXP
WT EXP
WT EXP
WT EXP
WT EXP
WT EXP
WT EXP
WT EXP
COM NEW
COoM
CcoMm
PFD CV EX A

CoM

CALL

PUT

COM

CALL

PUT

COM

CALL

PUT

COM

COM LEGENDED
COM

COM

COM

COM

COM SER A

CoM

COM

CALL

PUT

COM

SB DB CV 4.25%00
COM

CALL

PUT

COM

CALL

PUT

SPONSORED ADR

061096
061096
072997
072997
121396
082197
102497

082097 ADDED

DELETED

ADDED

DELETED

DELETED
DELETED

' COM

COM
COM
WT EXP 012501
COM
CALL

ADDED
ADDED



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

079860
079895
080055
080162
080381
080555
08135F
08135F
081437
081437
081437
081465
081499
081499
08160H
081603
081721
081721
081721
081721
081795
081851
082047
082047
082484
082484
082484
082484
082487
082657
083288
083288
083288
083288
083288
08372L
083739
083739
083739
084037
084093
084423
084653
084670
084710
084710
08520F
085274
085789

95
20
20
10
10
10
AA
10
10
90
95
10
AA
10
10
10
10
90
95
40
40
20
10
20
AA
10
90
95
10
10
AA
10
90
95
12
10
10
90
95
40
10
10
10
10
10
11
10
10
10
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ISSUER NAME

BELLSOUTH CORP
BELLWETHER EXPL CO
BELMAC CORP
BELMONT BANCORP
BELMONT HOMES INC
BELO A H CORP DEL
BEMA GOLD CORP
BEMA GOLD CORP
BEMIS INC

BEMIS INC

BEMIS INC

BEN & JERRYS HOMEMADE INC

BEN FRANKLIN RETAIL STORES INC.
BEN FRANKLIN RETAIL STORES INC

BENCHMARK ELECTRS INC
BENCHMARQ MICROELECTRONIC
BENEFICIAL CORP .
BENEFICIAL CORP
BENEFICIAL CORP
BENEFICIAL CORP

BENETTON GROUP SPA
BENGUET CORP

BENIHANA INC

BENIHANA INC

BENSON EYECARE CORP
BENSON EYECARE CORP
BENSON EYECARE CORP
BENSON EYECARE CORP
BENSON FINL CORP

BENTLEY PHARMACEUTICALS INC
BENTON OIL & GAS CO
BENTON DIL & GAS CO
BENTON OIL & GAS CO
BENTON OIL & GAS CO
BENTON OIL & GAS CO

BERG ELECTRS CORP

BERGEN BRUNSWIG CORP
BERGEN BRUNSWIG CORP
BERGEN BRUNSWIG CORP
BERGER HLDGS LTD
BERGSTROM CAP CORP
BERKLEY W R CORP
BERKSHIRE GAS CO
BERKSHIRE HATHAWAY INC DEL
BERKSHIRE RLTY INC
BERKSHIRE RLTY INC
BERLITZ INTL INC NEW
BERNARD HALDANE ASSOC INC
BERRY PETE CO

%% LIST OF SECTION 13F SECURITIES xx
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ISSUER DESCRIPTION STATUS

PUT

COM NEW

COM NEW

COM

coM

COM SER A

SUB DB CV 7.5%00
CoM

COoM

CALL

PUT

CL A

SBNT CONV 7.5X03
COM

Com

COoM

CoM

DELETED

CALL

PUT

. PFD CV $5.5¢0

ADR NEW
CL B
CoM
CL A

- -SUB NT- CONV 8201
.- COM

CALL

PUT

COoM

COM

SUB DEB CV 8%02
COM - .

ADDED

.. CALL
PUT

ADDED
ADDED

WT EXP 990118
COM

CL A

CALL
PUT .
COM NEW

coM .

CoM

COM

CcoM

COM

WT  EX 090898
COM

COM

CL A



" RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

086063
086338
08651F
086516
086516
086516
086553
086584
086585
. 086735
087257
087509
087509
087509
087509
087509
087750
087779
087779
087779
087822
087822
087822
087851
087851
087851
087851
087851
087851
088891
088891
089144
089160
089324
08948A
089539
08954C
08954C
690324
090324
090527
09056A
09056E
09056N
09056N
09057C
090576
090576
090576

10
20
20
10
90
95
10
20
10
10
10
10
90
95
30
40
10
10
90
95
10
11
20
AB
AC
AK

10

90
95
AA
10
10
10
20
10
10
10
11
AB
10
10
10
10
10
14
10
14
15
60

ISSUER NAME

BERTUCCIS INC

BESICORP GROUP INC EC
BEST BUY CAP L P

BEST BUY INC

BEST BUY INC

BEST BUY INC

BEST PRODS INC NEW

BESTWAY INC

BET HLDGS INC

BETHEL BANCORP ME

BETHLEHEM CORP
BETHLEHEM STL
BETHLEHEM STL
BETHLEHEM STL
BETHLEHEM STL
BETHLEHEM STL
BETTIS CORP
BETZ LABS INC
BETZ LABS INC
BETZ LABS INC
BEV-TYME INC
BEV-TYME INC
BEV-TYME INC
BEVERLY ENTERPRISES
BEVERLY ENTERPRISES
BEVERLY ENTERPRISES
BEVERLY ENTERPRISES
BEVERLY ENTERPRISES
BEVERLY ENTERPRISES
BIG B INC

BIG B INC

BIG ENTMT INC

BIG FLOWER PRESS HLDGS INC
BIG 0 TIRES INC

BIG ROCK BREWERY LTD

BIG SKY TRANSN CO

BIG SMITH BRANDS INC

BIG SMITH BRANDS INC

BINDLEY WESTN INDS INC
BINDLEY WESTN INDS INC

BINKS MFG CO

BIO DENTAL TECHNOLOGIES CORP
BIO-DYNE CORP

BIO IMAGING TECHNOLOGIES INC
BIO IMAGING TECHNOLOGIES INC
BIG-PLEXUS INC

BIO-REFERENCE LABS INC
BIO-REFERENCE LABS INC
BIO-REFERENCE LABS INC

CORP
CORP
CORP
CORP
CORP

INC
INC
INC
INC
INC
INC

%% LIST OF SECTION 13F SECURITIES %x
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ISSUER DESCRIPTION STATUS
COM

COM PAR $0.10
PFD MIPS CONV
COM

CALL

PUT

COoM

COM NEW

CL A

COM

COM.

coM

CALL

ADDED

“PUT

PFD CV $5

PFD CV $2.50

COM

COM

CALL

PUT

COM

WT C EX 051500
PFD CV C 10%
SBDB CV 7.625%03
LYON CV ZERDO 03
SUB DB CV 5.5%18
COM

CALL

PUT

SD DB CV 6.5%03
COM

COoM

COM

COM PAR $0.10
COM

ADDED
ADDED
ADDED

CL A

COM
WT EXP 020898
SUB DEBCV 6.5%02
COoM

COM

coM

COoM

COM

WT 6 EX 093096
coM

WT A EX 112398
WT A EX 112398
COM $.01 NEW



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES xx PAGE 38

RUN TIME:11:30 - IVM001
CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
690572 10 8 BID RAD LABS INC CL B

090572 20 7 BIO RAD LABS INC CL A

090578 10 5 ¥ BIO TECHNOLOGY GEN CORP COM

090578 90 5 BIO TECHNOLOGY GEN CORP CALL

090578 95 5 BIO TECHNOLOGY GEN CORP PUT

090578 11 3  BID TECHNOLOGY GEN CORP WT EXP 121995 DELETED
090578 12 1  BIO TECHNOLOGY GEN CORP WT EXP 050796

090578 15 4 BIO TECHNOLOGY GEN CORP WT A EX 123198

09058T 10 8 x BIOCHEM PHARMA INC COM

09058T 906 8 BIOCHEM PHARMA INC CALL

09058T 95 8 BIOCHEM PHARMA INC PUT

09058V 10 3  BIOCRYST PHARMACEUTICALS coM

09058W 10 1 BIOCIRCUITS CORP coM DELETED
09058W 20 0 BIOCIRCUITS CORP COM NEW ADDED
09058X 10 9  BIODYNAMICS INTL INC COM

090586 10 8 BIOCONTROL TECHNOLOGY INC COM

090587 10 6 BIOCRAFT LABS INC coM

09059T 10 7 BIOJECT MED TECH INC COM

090591 10 8 BIOFIELD CORP COM ADDED
090597 10 5 % BIOGEN INC COM

090597 90 5 BIQGEN INC CALL

090597 95 5 BIOGEN INC PUT

09060N 10 7 BIOMAGNETIC TECHNOLOGIES INC  COM

09060P 10 2 BIOMATRIX INC coM

09061H 30 7 BIOMERICA INC COM NEW

09061T 20 2 BIOMUNE SYS INC COM NEW

090613 10 0 % BIOMET INC COM

090613 90 0 BIOMET INC CALL

090613 95 0  BIOMET INC PUT

090649 10 ¢ BIOPOOL INTERNATIONAL INC COoM :
090659 10 3  BIOSAFETY SYS INC COM DELETED
09066H 10 ¢ BIOSOURCE INTL INC COM

09066L 10 5 BIQGTIME INC COM

09066N 10 1  BIOSYS INC comM

09066T 10 8 BIOWHITTAKER INC COM

09066V 10 3  BIOSEPRA INC COM

090662 10 7 BIOSPHERICS INC COM

09067K 10 6 % BIOVAIL CORP INTL NEW  CcOM

09067K 90 6 BIOVAIL CORP INTL NEW CALL

09067K 95 6 BIOVAIL CORP INTL NEW PUT

090763 10 3 BIRD CORP COM

090763 30 1 BIRD CORP PREF CV $1.85

090909 10 2 BIO LOGIC SYS CORP COM

090911 10 8 BIOLASE TECHNOLOGY INC coM

090915 10 9 BIOTECHNICA INTL INC COM

090923 10 3 % BIO VASCULAR INC COM

090923 90 3 BIO VASCULAR INC CALL

090923 95 3 BIO VASCULAR INC PUT

090931 10 6 BIOSPECIFICS TECHNOLOGIES CORP COM



RUN DATE:03/26/96 %% LIST OF SECTION 13F SECURITIES PAGE 39

RUN TIME:11:30 , . IvMool
CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
090932 10 4 BIOSAFE INTL INC _ CcoM

090932 11 2  BIOSAFE INTL INC WT EX C 110697
090932 12° 0  BIOSAFE INTL INC WT D EX 110697
090932 13 8 _.BIOSAFE INTL INC WT E EX 110697
091250 10 0 * BIRMINGHAM STL CORP COM

091250 90 0  BIRMINGHAM STL CORP CALL

091250 95 0  BIRMINGHAM STL CORP PUT

091270 10 8 BIRMINGHAM UTILS INC CoM

091353 10 2  BISCAYNE APPAREL INC CoM

09161R 10 6 BIOMIRA INC CoM

091747 10 5 BITWISE DESIGNS INC COM

091797 10 0 % BLACK & DECKER CORP coM

091797 90 0  BLACK & DECKER CORP CALL

091797 95 0  BLACK & DECKER CORP ' PUT

091826 10 7  BLACK BOX CORP DEL COoM

092067 10 7  BLACK. HAWK GAMING & DEV INC COM

092067 11 5 BLACK HAWK GAMING & DEV INC WT A EX 123196
092067 12 3  BLACK HAWK GAMING & DEV INC  WT B EX 123196
092113 10 9  BLACK HILLS CORP COoM

09247A 10 1  BLACKROCK ADVANTAGE TERM TR COM

09247B 10 9  BLACKROCK FLA INVT QUALITY MUN COM

09247C 10 7  BLACKROCK NJ INVT QUALITY MUN COM

09247D 10 5  BLACKROCK INVT QUALITY MUN TR COM

09247E 10 3  BLACKROCK NY INVT QUALITY MUN COM

09247F 10 0  BLACKROCK INCOME TR INC COoM

092476 10 8 BLACKROCK CA INSD MUN 2008 TRM COM

09247H 10 6 BLACKROCK FL INSD MUN 2008 TRM COM

09247J 10 2  BLACKROCK INVT QUALITY TERM TR COM

09247K 10 9  BLACKROCK INSD MUN 2008 TRM TR COM

09267L 10 7  BLACKROCK NY INSD MUN 2008 TRM COM

09247M 10 5 BLACKROCK MUN TARGET TERM TR  COM

09247N 10 3  BLACKROCK 1998 TERM TR INC CoM

09247P 10 8 BLACKROCK STRATEGIC TERM TR CoM

09247Q 10 6 BLACKROCK BROAD INVT GRD 2009 COM

09247R 10 ¢  BLACKROCK MULTI SECTOR MTG I  COM

092477 10 0  BLACKROCK 1999 TERM TR INC coM

09247V 10 7  BLACKROCK CALIF INVT QUALITY  COM

092474 10 5 BLACKROCK INSD MUN TERM TR INC COM

092475 10 2  BLACKROCK NORTH AMERN 6V INCM COM

092476 10 0  BLACKROCK TARGET TERM TR INC  COM

092477 10 8  BLACKROCK 2001 TERM TR INC CoM

092828 10 2 BLAIR CORP CoM

093210 10 2° BLANCH E W HLDGS INC CoM

093532 10 9  BLESSINGS CORP COM

093538 10 6 BLIMPIE INTL INC COM

093546 10 9 BLISS & LAUGHLIN INDS INC NEW COM

093644 10 2  BLOCK DRUG INC CL A

093671 10 5 % BLOCK H & R INC COM

093671 90 5 BLOCK H & R INC CALL
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RUN DATE:03/26/96 ¥% LIST OF SECTION 13F SECURITIES 3

RUN TIME:11:30

ISSUER DESCRIPTION STATUS

CUSIP NO. ISSUER NAME

093671 95 5 BLOCK H & R INC PUT

093698 10 8 BLONDER TONGUE LABS INC CoM

095177 10 1 BLOUNT INTL INC CL A

095177 20 0 BLOUNT INTL INC CL B

095319 10 9 BLUE CHIP COMPUTERWARE INC COM

095319 11 7 BLUE CHIP COMPUTERWARE INC WT EXP 013196 DELETED
095333 10 0 BLUE CHIP VALUE FD INC coM

095395 10 9 BLUE DOLPHIN ENERGY CO comM

09643P 10 8 BLYTH INDS INC COoM

096434 10 5 BLYTH HLDGS INC CoM

096563 20 0 BLYVOOQRUITZICHT GOLD MNG LTD ADR

096612 10 6 BOARDWALK CASINO INC comM

096612 11 4 BOARDWALK CASINO INC WT EXP 0621198
096650 10 6 % BOATMENS BANCSHARES INC COM

096650 90 6 BOATMENS BANCSHARES INC CALL

096650 95 6 BOATMENS BANCSHARES INC PUT

096650 40 3 BOATMENS BANCSHARES INC PFD A CV 1/16S ADDED
096761 10 1 % BOB EVANS FARMS INC COM

096761 90 1 BOB EVANS FARMS INC CALL

096761 95 1 BOB EVANS FARMS INC PUT

096779 20 2 BOBBIE BROOKS INC COM NEW

096888 10 2 % BOCA RESH INC COM

096888 90 2 BOCA RESH INC CALL

096888 95 2 BOCA RESH INC PUT

096903 10 9 BODDIE NOELL PPTYS INC - COM

097023 10 5 ¥ BOEING CO CcomM

097023 90 5 BOEING CO CALL

097023 95 5 BOEING CO PUT

097189 10 4 BOGEN COMMUNICATIONS INTL INC COM

097189 11 2 BOGEN COMMUNICATIONS INTL INC WT EXP 100700
097189 26 3 BOGEN COMMUNICATIONS INTL INC UNIT EX 000000
097383 10 3 % BOISE CASCADE CORP COM

097383 90 3 = BOISE CASCADE CORP CALL

097383 95 3 BOISE CASCADE CORP PUT

097383 86 3 BOISE CASCADE CORP DEP ACES 1/10S
097403 10 9 BOISE CASCADE OFFICE PRODS COM

09776J 10 1 BON~TON STORES INC COoM

097924 10 4 3 BOMBAY CO INC COM

097924 90 4 BOMBAY CO INC CALL

097924 95 4 BOMBAY CO INC PUT

098523 20 2 BONRAY DRILLING CORP COM NEW

098529 12 6 BONSO ELECTRS INTL INC WT EXP 121599
098529 30 8 BONSO ELECTRS INTL INC COM PAR $0.003
098570 10 6 * BOOKS-A-MILLION INC COM

098570 90 4 BOOKS-A-MILLION INC CALL

098570 95 4 BOOKS-A-MILLION INC PUT

098586 10 0 BOOLE & BABBAGE INC CoM

098588 10 6 % BOOMTOWN INC COM

098588 90 6 BOOMTOWN INC CALL
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RUN TIME:11:30

-CUSIP NO. ISSUER NAME ISSUER DESCRIPTION STATUS
098588 95 6 BOOMTOWN INC PUT

099509 40 8 BORAL LTD SPNSRD ADR NEW
099541 20 3 % BORDEN CHEMSS&PLASTIC LTD PARTN DEPOS COM UNIT
099541 90 3 BORDEN CHEMSE&PLASTIC LTD PARTN CALL

099541 95 3 BORDEN CHEMSS&PLASTIC LTD PARTN PUT

099709 10 7 % BORDERS GROUP INC COM

099709 90 7 BORDERS GROUP INC , CALL

099709 95 7 BORDERS GROUP INC PUT

099724 10 6 BORG-WARNER AUTOMOTIVE INC coM

099733 10 7 BORG WARNER SEC CORP COM

099843 10 & BORLAND INTL INC COM

099843 90 4 BORLAND INTL INC CALL

099843 95 4 BORLAND INTL INC PUT

100048 10 7 BORROR CORP CoM

100534 10 6 BOSTON ACOUSTICS INC CcoM

100548 10 6 BOSTON BANCORP COM

100557 10 7 BOSTON BEER INC CL A

100576 10 7 BOSTON CELTICS LTD PARTNERSHIP UNIT LTD PTNR
100578 AA 1 BOSTON CHICKEN INC SBDB CONV 4.5%04
100578 AB 9 BOSTON CHICKEN INC LYON ZERO CPN 15
100578 10 3 BOSTON CHICKEN INC COM

106578 90 3 BOSTON CHICKEN INC CALL

100578 95 3 BOSTON CHICKEN INC PUT

100599 10 9 BOSTON EDISON CO COM

100843 10 1 BOSTON LIFE SCIENCES INC CcoM

101119 10 5 BOSTON PRIVATE BANCORP INC CoM.

101122 10 9 BOSTON RESTAURANT ASSOCS INC COM

101122 12 5 BOSTON RESTAURANT ASSOCS INC  WT EXP 090799
101137 10 7 BOSTON SCIENTIFIC CORP COM

101137 90 7 BOSTON SCIENTIFIC CORP CALL

101137 95 7 BOSTON SCIENTIFIC CORP PUT

101143 30 3 BOSTON TECHNOLOGY INC COM NEW
101143 903 BOSTON TECHNOLOGY INC CALL

101143 95 3 BOSTON TECHNOLOGY INC PUT

101178 10 1 BOSTONFED BANCORP INC COM

102183 10 0 BOWATER INC coM

102183 90 0 BOWATER INC CALL

102183 95 0 BOWATER INC PUT

102183 40 7 BOWATER INC PFD B CV 1/4SH
102565 10 8 BOWL AMER INC CL A

103025 10 2 BOWMAR INSTR CORP COM

103025 20 1 BOWMAR INSTR CORP PFD SRCV $3.00
103043 10 5 BOWNE & CO INC COM

103168 AA 8 BOX ENERGY CORP SB NT Cv 8.25%02
103168 10 0 BOX ENERGY CORP CL A

103168 90 0 BOX ENERGY. CORP CALL

103168 95 0O BOX ENERGY CORP PUT

103168 20 9 BOX ENERGY CORP CL B NON VTG
103168 90 9 BOX ENERGY CORP CALL



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

103168
103255
103304
103304
103304
103358
1064499
104499
104499
104576
1064576
104576
104576
104576
104580
1064674
104882
105303
105368
1056409
105502
10553K
105658
105759
105759
105884
106702
106702
106702
107061
107090
107211
107575
108022
108228
108611
108763
109043
109043
109043
109473
109473
109473
10963E
109641
109641
109641
10970E
110039

95
10
10
90
95
10
10
90
95
10
11
12
13
20
10
10
20
10
10
30
40
10
10
10
11
10
10
90
95
10
10
10
10
10
10
10
10
10
90
95
10
90
95
10
10
90
95
10
10
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ISSUER NAME

BOX ENERGY CORP

BOYD BROS TRANSPORTATION INC

BOYD GAMING CORP '

BOYD GAMING CORP

BOYD GAMING CORP

BOYDS WHEELS INC

BRADLEES INC

BRADLEES INC

BRADLEES INC

BRADLEY PHARMACEUTICALS INC
BRADLEY PHARMACEUTICALS INC
BRADLEY PHARMACEUTICALS INC
BRADLEY PHARMACEUTICALS INC
BRADLEY PHARMACEUTICALS INC
BRADLEY REAL ESTATE INC
BRADY WH CO

BRAINERD INTL INC

BRANDON SYS CORP .
BRANDYWINE RLTY TR

- BRANFORD SVGS BK CONN

BRASCAN LTD

BRASSIE GOLF CORP

BRAUNS FASHIONS CORP
BRAZIL FD INC

BRAZIL FD INC :
BRAZILIAN EQUITY FD INC -
BREED TECHNOLOGIES INC
BREED TECHNOLOGIES INC
BREED TECHNOLOGIES INC
BRENCO INC

BRENDLES INC

BRENTON BKS INC

BREWER C HOMES INC

BRIDAS ENERGY CORP
BRIDGEPORT MACHS INC
BRIDGEVILLE SVGS BK FSB PA
BRIDGFORD FOODS CORP
BRIGGS & STRATTON CORP

‘BRIGGS & STRATTON CORP

BRIGGS & STRATTON CORP
BRIGHTPOINT INC
BRIGHTPOINT INC
BRIGHTPOINT INC

BRIMM ENERGY CORP
BRINKER INTL INC
BRINKER INTL INC
BRINKER INTL INC

BRIO INDS INC

BRISTOL HOTEL €O

%% LIST OF SECTION 13F SECURITIES %
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ISSUER DESCRIPTION STATUS

PUT
CoM
COM
CALL
PUT
CoM .
CoM
CALL
PUT
CoM
WT A EX 111296

WT B EX 111296

WT D EX 120996
UNIT EX 111296
COM
CL A

COM PAR $0.01 DELETED

‘COM
‘SH BEN INT

COM NEW
CL A
COM

COM

CoM :

RT DELETED
CoM o

CoM

CALL

PUT

CoM

COoM

COM

- COM
- SPONSRD ADR A

comM
COM
COM
COoM
CALL
PUT
COoM
CALL
PUT
CoM
COM
CALL
PUT
CoM
CoM



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

110122
110122
110122
110122
110411
110419
110515
110889
110901
111013
111015
111021
111021
111021
111239
111239
111309
111309
111309
111433
111444
111572
111626
111628
111635
112004
112014
112014
112014
112169
112525
113809
114259
11434A
114537
114577
114577
114577
114580
114822
114822
114822
115223
115223
115637
115637
115657
115657
115657

10
90
95
20
10
30
10
40
40
10
30
40
90
95
10
30
10
90
95
10
10
11
10
10
10
10
10
90
95
60
10
10
10
10
10
10
90
95
10
10
90
95
AA
10
10
20
10
90
95

ISSUER NAME

¥ BRISTOL MYERS SQUIBB CO
BRISTOL MYERS SQUIBB CO
BRISTOL MYERS SQUIBB CO
BRISTOL MYERS SQUIBB CO
BRITE VOICE SYS INC
BRITISH AWYS PLC
BRITISH
BRITISH
BRITISH

PETE PLC
GAS PLC

%% LIST OF SECTION 13F SECURITIES 3x

BIO-TECHNOLOGY GRP PLC

3*

*

*

%*

3*

8
8
8
7
5
[
3
9
2
8
1
8
8
8
9
7
0
0
0
8
5
1
7
3
8
[
5
5
5
2
0
7
G
0
3
9
9
9
3
9
9
9
7
9
0
9
8 x
8

8

BRITISH
BRITISH
BRITISH
BRITISH
BRITISH

SKY BROADCASTING GROUP
STL PLC o
TELECOMMUNICATIONS PLC
TELECOMMUNICATIONS PLC
TELECOMMUNICATIONS PLC

BROAD NATL BANCORPORATION
BROAD NATL BANCORPORATION
BROADBAND TECHNOLOGIES INC
BROADBAND TECHNOLOGIES INC
BROADBAND TECHNOLOGIES INC
BROADWAY & SEYMOUR INC
BROADWAY FINL CORP DEL
BROADWAY STORES INC

BROCK CTL SYS INC

BROCK EXPL CORP

BROCK INTL INC

BROCKWAY STD HLDGS CORP
BRODERBUND SOFTWARE INC
BRODERBUND SOFTWARE INC
BRODERBUND SOFTWARE INC
BROKEN HILL PROPRIETARY LTD
BROOKE GROUP LTD

BROOKLYN BANCORP INC
BROOKLYN UN GAS CO

BROOKS AUTOMATION INC
BROOKSTONE INC

BROOKTREE CORP

BROOKTREE CORP

BROOKTREE CORP

BROOKTROUT TECHNOLOGY INC

BROTHERS GOURMET COFFEES INC

BROTHERS GOURMET COFFEES INC
BROTHERS GOURMET COFFEES INC

BROWN
BROWN
BROWN
BROWN
BROWN
BROWN
BROWN

& SHARPE MFG CO
& SHARPE MFG CO
FORMAN CORP
FORMAN CORP
GROUP INC
GROUP INC

GROUP INC

“COM

PAGE 43

VMO0l
ISSUER DESCRIPTION STATUS
coM

CALL
PUT

PFD CV $2

COoM

ADR 2ND INSTAL
SPONSORED ADR
AMERN SH

FINAL INST ADR
SPONSORED ADR
ADR FINAL INST
ADR FINAL INST
CALL

PUT -

COM

PFD CONV 8.5%
COM
CALL
PUT
COM
COM

WT EXP
COoM
COM
COM
COM
coM
CALL
PUT
SPONSORED ADR
CoM

ADDED
100899
DELETED

ADDED
DELETED

DELETED
COM

COM

CoM

COM

CALL

PUT

COM

COoM

CALL

PUT

SB DB CV 9.25%05

‘CL A

CL A
CL B
COoM
CALL
PUT



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO. .

115660
115885
115885
115885
115885
117043
117043
117043
117418
117421
117665
11815H
118230
11835A
118440
118902
11942H
119424
119871
119882
119882
119882
119885
119916
120035
120084
120084
120084
12017C
120182
12021X

12115P

12115P
121362
121579
121579
121579
121693
121693
121693
121897
121897
121897
121897
122016
122014
122016
122016
122169

20
AF
10
90
95
10
90
95
40
10
10
10
10
10
10
10
10
20
20
10
90
95

.20

40
10
AA

AB

10
10
10
10
10
11
10
10
90
95
10
90
95
10
90
95
20
10
90
95
10
30
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ISSUER NAME

BROWN TOM INC
BROWNING FERRIS
BROWNING FERRIS
BROWNING FERRIS
BROWNING FERRIS
BRUNSWICK CORP
BRUNSWICK CORP
BRUNSWICK CORP
BRUSH CREEK MNG

%% LIST OF SECTION 13F SECURITIES Xx

INDS
INDS
INDS
INDS

& DEV INC

BRUSH WELLMAN INC.
BRYN MAWR BK CORP
BUCKEYE. CELLULOSE CORP
BUCKEYE PARTNERS L P
BUCKHEAD AMER CORP

BUCKLE INC
BUCYRUS ERIE CO
BUFETE INDL S A

BUENOS AIRES EMBOTELLADORA S

NEW

BUFFELSFONTEIN GOLD MNG LTD

BUFFETS INC
BUFFETS INC
BUFFETS INC
BUFFTON CORP

BUILDERS WHSE ASSN INC
BUGABOO CREEK STEAK HOUSE INC
BUILDERS TRANSPORT INC
BUILDERS TRANSPORT INC
BUILDERS TRANSPORT INC

BULL & BEAR GROUP INC

BULL RUN CORP GA

BULLET SPORTS INTL INC

BUREAU ELECTR PUBG INC

BUREAU ELECTR PUBG INC

BURKE MLS INC

BURLINGTON COAT
BURLINGTON COAT
BURLINGTON COAT
BURLINGTON INDS
BURLINGTON INDS
BURLINGTON INDS
BURLINGTON
BURLINGTON
BURLINGTON
BURLINGTON
BURLINGTON
BURLINGTON
BURLINGTON
BURLINGTON

NORTHN SANTA
NORTHN SANTA
NORTHN SANTA
NORTHN SANTA
RES INC
RES INC
RES INC
RES COAL SEAM GAS

FACTORY
FACTORY
FACTORY

INC

INC

INC

FE CP
FE CP
FE CP
FE CP

BURMAH CASTROL PLC

A

PAGE
IvMoo01

44

ISSUER DESCRIPTION STATUS

COM NEW

SB DB Cv 6.25%12
COM

CALL

PUT

COM

CALL

PUT

COM NEW

COM

coM

coM

UNIT LTD PARTN
CoM

CoM

COM

SPNSRD ADR CPO
SPNSRD ADR B
ADR
COM
CALL
PUT
COM
COoM
COM
SUB
SUB
COM
CL A
COM
CL A
COM
WT EXP
COM
COoM
CALL
PUT
COM
CALL
PUT
COM
CALL
PUT
PFD CV A 6.25%
coM

CALL

PUT

UNIT BEN INT
SPONSORED ADR

DELETED

PAR $0.05"
PAR $.008N .

DEB CV 87%05
DB CV 6.5%11

081098

DELETED



" RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

12232C
12232C
122574
122574
122574
123162
123164
12328X
12329K
123296
123649
123655
123720
124234
12476P
124778
124785
124800
124800
124800
124830
124852
124853
124867
124868
12487X
124875
124883
124883
1264923
1264927
1264936
124939
124980
125010
125010
125010
125015
125015
125015
125015
125071
125127
125127
125129
1251461
125151
125165
125175

AB
10
10
90
95
10
10
10
10
10
10
10
10
10
10
10
10
10
90
95
10
10
10
10
10
10
10
10
20
10
10
10

10

10
10
90
95
AA
10
90
95
10
10
11
10
10
10
10
10
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ISSUER NAME

BURNHAM PAC PPTYS INC
BURNHAM PAC PPTYS INC
BURR BROWN CORP

BURR BROWN CORP

BURR BROWN CORP -

BUSH BOAKE ALLEN INC
BUSH INDS INC

- BUSINESS OBJECTS S A

BUSINESS RESOURCE GROUP
BUSINESS RECORDS CORP HLDG CO
BUTLER INTL INC NEW
BUTLER MFG CO DEL
BUTLER NATL CORP :
BUTTREY FOOD & DRUG STORES IN
CAI WIRELESS SYS INC

C ATS SOFTWARE INC

CB BANCSHARES INC HAWAII
CBI INDS INC

CBI INDS INC

CBI INDS INC

CBL & ASSOC PPTYS INC
CBT CORP KY

CBT GROUP PUB LTD

CCA INDS INC

CCAIR INC

CCF HLDG CO

CCB FINL CORP

CCH INC

CCH INC :

CFW COMMUNICATION CO
CFSB BANCORP

CB BANCORP INC

CFI INDS INC

CEC RES LTD

C COR ELECTRS INC

C COR ELECTRS INC

C COR ELECTRS INC
C-CUBE MICROSYSTEMS INC
C-CUBE MICROSYSTEMS INC
C-CUBE MICROSYSTEMS INC
C-CUBE MICROSYSTEMS INC
C D I CORP

CD RADIO INC

CD RADIO INC

CDW COMPUTER CTRS INC
CECO ENVIRONMENTAL CORP
CE FRANKLIN LTD

CEM CORP

CE SOFTWARE HLDGS INC

%% { IST OF SECTION 13F SECURITIES xx PAGE 45

IVMOO01
ISSUER DESCRIPTION STATUS

DEB CONV 8.5%02
COM

COM

CALL

PUT

CcoM

CL A
SPONSORED ADR
COM

CoM

COM

coM

COoM

COM

COM

COM

- COM

COM DELETED
CALL DELETED
PUT DELETED
CoM
COM

"SPONSORED ADR

COM
COM

COM

CcoM

CL A" DELETED
CL B NON VTG 'DELETED
COM :

CcoM

COM

COM

COM

COM

CALL

PUT

SBNT CV 5.875%05

COM

CALL

PUT

CoM

COM -

WT EXP 092096

COM

CoM

CoM ADDED
COM

COM



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

125180
125197

125201

12525N
12525V
125252
12541C
12542A
12542A
125509
125509
125509
12551D
12551L
125527

‘125539

12556D
12561E

12561E

12561E
12561J
12561L
125662
125708
125750
125761
1258290
125820
125820
12589¢€
125896
125896
125896
125896
125896
125896
125902
125903
125906
125919
125921
126117
126117
126117
126119
126119
126126
126136
126136

10
10
10
10
10
10
20
10
20
10
90
95
10
AB
10
10
10
10
90
95
1o
10
10
10
10
30
10
90
95
10
10
90
95
20
90
95
10

10

10
10
10
10
90
95
AB
10
10
10
90
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ISSUER NAME

CET ENVIRONMENTAL SVCS INC

.CFB BANCORP INC

CF ‘BANCORP INC
CFI PROSERVICES INC
CFX CORP

CFC INTL INE

CHC HELICOPTER CORP
CHS ELECTRONICS INC
CHS ELECTRONICS INC
CIGNA CORP

CIGNA CORP

CIGNA CORP

CIGNA HIGH INCOME SHS
CII FINL INC

CIM HIGH YIELD SECS
CIPSCO INC

CIS TECHNOLBGIES INC
CKE RESTAURANTS INC
CKE RESTAURANTS INC
CKE RESTAURANTS INC
CKF BANCORP INC

CKS GROUP INC

CMAC INVT CORP

CMC INDS INC

CMG INFORMATION SVES INC
CMI CORP

CML GROUP INC

CML GROUP INC

CML GROUP INC

CMS NOMECS OIL & GAS €O
CMS ENERGY CORP

CMS ENERGY CORP

CMS ENERGY CORP

CMS ENERGY ECORP

CMS ENERGY €ORP

CMS ENERGY CORP

CPI CORP

€PB -INC

CSS INDS INC

CPI AEROSTRUETURES INC
CNB FINL CORP

CNA FINL CORP

CNA FINL CORP

CNA FINL CORP

ENA INCOME SHS INC
CNA INCOME SHS INC
CNB BANCSHARES INC
CNS INC

ENS INC

%¥% LIST OF SECTION 13F SECURITIES % PAGE 46

IvMoo0l
ISSUER DESCRIPTION STATUS

CcoM

COM -

COM DELETED
COM- ' '

COM

COM.

CL A SUB VTG

COM DELETED
COM NEW ADDED
COM

CALL

PUT

SH BEN INT

sbev 7.5%01

SH BEN INT

COM

CoM

CoM

CALL

PUT

coM

COM

COM

CoM

CoM

CL A

COM

CALL

PUT : o o
coM - . "ADDED
COM’ o
CALL

PUT

COM: CL G

CALL

" PUT

COM
coM
COM
COM
CoM
COM
CALL
PUT
NT S5YR EXT €v 97
€OoM
COM
COM
CALL



RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO. -

126136
126145
126149
126149
126149

12615K
126172

12626K
12627J
126276
126288
126289
126335
126349
12637Q
126371
126371

126375
126389

12639V
126408
126408
126408
126435
126501
126504
126504

126529

126545
126545

126545.

126545
126600
126640
126692
126830
126844
126859
12686C
12686C
12686C
12686C
126920
126920
126920
126924
126924
126924
126925

95
10
10
90
95
10
10
20
10
10
10
10
10
10
10
10
11
30
10
10
10
90
95
10
10
10
20
10
AA
10
90
95

‘10

10

‘10

20
10
10
10
90
95
40
10
90
95
10
90
95
10
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ISSUER NAME

CNS INC

CPAC INC

CPC INTL INC

CPC INTL INC

CPC INTL INC

C P CLARE CORP

CRA MANAGED CARE INC
CRH PLC

CRI LIQUIDATING REIT INC
CRW FINL INC

CSB FINL CORP

CSB FINL GROUP INC

CSF HLDGS INC

CSG SYS INTL INC

CSL LTG MFG .INC

CSI COMPUTER SPECIALIST INC
CSI COMPUTER SPECIALIST INC
CSK CORP

CSP INC

CST ENTMT INC

CSX CORP

CSX CORP

CSX CORP

CTL CR INC

CTS CORP

C TEC CORP

C TEC CORP

CU BANCORP

CUC INTL INC

CUC INTL INC

CUC INTL INC

CUC INTL INC

CVB FINL CORP

CV REIT INC

CWM MTG HLDGS INC

CABLE & WIRELESS PUB LTD CO
CABLE CAR BEVERAGE CORP
CABLEMAXX HLDGS INC
CABLEVISION SYS CORP
CABLEVISION SYS CORP
CABLEVISION SYS CORP
CABLEVISION SYS CORP
CABLETRON SYS INC
CABLETRON SYS INC
CABLETRON SYS INC

CABLE DESIGN TECHNOLOGIES CORP
CABLE DESIGN TECHNOLOGIES CORP
CABLE DESIGN TECHNOLOGIES CORP

CABLETEL COMMUNICATIONS CORP

%% LIST OF SECTION 13F SECURITIES xx

PAGE 47
IvMool

ISSUER DESCRIPTION STATUS

PUT
CcoM
COM
CALL
PUT
COM
CoM
ADR
COM
COM
COM
COM
CL B
COM
COM
COM
WT EXP 071999
SPONSORED ADR
COoM
COoM
COoM
CALL
PUT
COM
COM
COM
CL B
COM -
SB NT CV ZERC 96
CoM
CALL
PUT
COM
CoM -
COM
SPONSORED ADR
COM
COoM
CL A
CALL
PUT

DELETED
ADDED

DELETED

" PFD I DEP 1/10S

COM

CALL

PUT
COM
CALL
PUT
COM



RUN DATE:03/26/96
RUN TIME:11:30

%% LIST OF SECTION 13F SECURITIES x

'SBDBCV 144A 5%00

CUSIP NO. ISSUER NAME

127055 10 1 % CABOT CORP

127055 90 1 CABOT CORP

127055 95 1  CABOT CORP

127097 10 3 - CABOT OIL & GAS CORP

127167 20 9  CABRE CORP

127150 30 8 CACHE INC

127196 30 4 CACI INTL INC

127209 30 2  CADBURY SCHWEPPES PLC

127382 10 9 CADE INDS INC

127387 10 8 % CADENCE DESIGN SYSTEM INC
127387 96 8 CADENCE DESIGN SYSTEM INC
127387 95 8  CADENCE DESIGN SYSTEM INC
1275649 10 3  CADIZ LD INC~

127587 10 3  CADMUS COMMUNICATIONS CORP
127646 10 7 % CAERE CORP

127646 90 7  CAERE CORP

127646 95 7  CAERE CORP

127703 10 6 CAGLES INC

127762 10 2  CAIRN ENERGY USA INC

128026 10 1 ¥ CAL FED BANCORP INC

128026 96 1  CAL FED BANCORP INC

128026 95 1  CAL FED BANCORP INC

128787 10 8 % CALDOR CORP

128787 90 8 CALDOR CORP

128787 95 8  CALDOR CORP

12932K 10 3  CALEDONIA MNG CORP

129598 10 8 % CALGENE INC

129598 90 8 CALGENE INC:

129598 95 8 - ‘CALGENE INC .

129603 10 6 % CALGON CARBON CORP

129603 90 6 CALGON CARBON CORP

129603 95 6 CALGON CARBON CORP

129894 10 1 % CALIBER SYS INC

129894 90 1  CALIBER SYS INC.

129894 95 1  CALIBER SYS'INC

129900 10 6 CALIFORNIA AMPLIFIER INC -
129904 10 8 CALIFORNIA BANCSHARES INC
129905 10 5 CALIFORNIA CULINARY ACADEMY -
129909 10 7  CALI REALTY CORP

130138 10 0 CALIFORNIA CMNTY BANCSHARES
130190 AB 7 CALIFORNIA ENERGY CO INC
130190 10 1 % CALIFORNIA ENERGY CO INC
130190 90 1  CALIFORNIA ENERGY €O INC
130190 95 1  CALIFORNIA ENERGY CO INC
130209 30 7 % CALIFORNIA FED BK FSB LOS ANGL
130209 90 7  CALIFORNIA FED BK FSB LOS ANGL
130209 95 7 CALIFORNIA FED BK FSB LOS ANGL
130209 40 6 CALIFORNIA FED BK FSB LOS ANGL
130209 60 4 % CALIFORNIA FSB LOS ANGL

FED BK

"PAGE 48
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ISSUER DESCRIPTION STATUS

CcOoM
CALL

PUT

cL A

COM PAR $2.00

COM NEW

CL A

ADR

COoM

CcoM

CALL

PUT

CoM

COM

COM

cAaLL

PUT

CL A

oM

COM ADDED
CALL ADDED
PUT ADDED
COM

CALL

PUT

coM

CcOoM

CALL

PUT

coM

CALL

PUT

COM ADDED
CALL : ADDED
PUT ' ADDED

‘'COM

COM -
COM
coM :
CoM" ADDED
com

CALL

- PUT

COM PAR $1.00 DELETED
CALL- DELETED
PUT - DELETED
PFD A CV 7.75% '
CONT LITG REC



" RUN DATE:03/26/96
RUN TIME:11:30

CUSIP NO.

130209
130209
130219
130439
1304462
1304462
130442
1304462
130551
130551
130559
130630
130789
130910
131193
131193
131193
13123X
13123X
131255
131271
131330
131352
131380
131386
13173M
131730
131733
131733
131733
132008
13201L
13201L
132011
132426
132514
132524
132524
132524
132618
132632
133131
133131
13321L
13321L
133221
133290
133425
133429

90
95
10
10
AA
1o
90
95
10
11
10
10
10
20
10
90
95
10
20
10
10
10
10
20
10
10
10
10
i1
20
10
10
13
10
10
10
10
90
95
10
10
AA
10
10
20
20
10
10
AC
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b3

¥% LIST OF SECTION 13F

ISSUER NAME

FED BK FSB LOS ANGL
FED BK FSB LOS ANGL
FINL HLDG CO

MICRO DEVICES CORP
MICROWAVE INC
MICROWAVE INC
MICROWAVE INC
MICROWAVE INC

PRO SPORTS INC

PRO SPORTS INC

REAL ESTATE INVT TR
CALIFORNIA ST BK COVINA
CALIFORNIA WTR SVC CO

CALL-NET ENTERPRISES INC
CALLAWAY GOLF CO

CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA
CALIFORNIA

'CALLAWAY GOLF CO

CALLAWAY GOLF CO
CALLON PETE CO DEL
CALLON PETE CO DEL
CALLOWAYS NURSERY INC
CALMAT CoO

CALNETICS CORP
CALPROP CORP CALIF
CALTON INC NEW
CALUMET BANCORP INC
CAM-NET COMMUNICATIONS NETWORK
CAM DATA SYS INC

CAM DESIGNS INC

CAM DESIGNS INC

CAM DESIGNS INC
CAMBEX CORP

- CAMBIGOR INC

3

-CAMBIOR INC

CAMBREX CORP

CAMBRIDGE NEUROSCIENCE INC
CAMBRIDGE SOUNDWORKS INC
CAMBRIDGE TECH PARTNERS MASS
CAMBRIDGE TECH PARTNERS MASS
CAMBRIDGE TECH PARTNERS MASS
CAMCO FINL CORP

CAMCO INTL INC

CAMDEN PPTY TR

CAMDEN PPTY TR

CAMECO CORP

CAMECO CORP

CAMELOT CORP

CAMERON ASHLEY BUILDING PRODS
CAMERON FINL CORP DEL
CAMERON IRON WORKS HLDG INC

PAGE
IVM001

SECURITIES 49

 ISSUER DESCRIPTION STATUS

CALL
PUT
COM
CoM
DEB CONV 5.25%03
COoM

CALL

PUT

CoM

WT EXP 000097
SH BEN INT

CoM

com

CL B NON-VTG
CoM
CALL
PUT
COM
PFD
COM
COM
comM
CoM
COoM
ComM
CoM
COM
CL A
WT EXP 072400
UNIT EX 072400
COM
COM

WT EXP
CcoM
CoM
COM
COM
CALL
PUT
CoM
COoM

SB DB Cv 7.33%01
SH BEN INT

COM

INSTTLMNT RCPT
COM NEW
COM

CoM

SUB DEB CV

A CV EXCH

NEW

062896

ADDED
ADDED

7412



CAPITAL CITIES ABC INC
CAPITAL CITIES ABC INC

139859 10
139859 90

x

RUN DATE:03/26/96 %% LIST OF SECTION 13F
RUN TIME:11:30
CUSIP NO. ISSUER NAME
136622 AA 2  CAMPBELL RES INC NEW.
134422 10 4 CAMPBELL RES INC NEW
136629 10 9 % CAMPBELL SOUP CO
136429 90 9  CAMPBELL SOUP CO
134429 95 9  CAMPBELL SOUP CG
134626 10 5 CAMPO ELECTRS APPLANCES&COMPUT
135231 10 8 CANADA SGUTHN PETE LTD
13562E 10 2  CANADIAN CREW ENERGY CORP
136357 10 0  CANADIAN MARCONI CO
136375 20 1 CANADIAN NATL RY CO
136420 10 6 CANADIAN OCCIDENTAL PETE LTD
136440 30 2 % CANADIAN PAC LTD
136440 90 2  CANADIAN PAC LTD
136440 95 2  CANADIAN PAC LTD
136907 10 2  CANDELA CORP
136907 11 0  CANDELA CORP
137219 10 1 % CANANDAIGUA WINE INC
137219 90 1  CANANDAIGUA WINE INC
137219 95 1  CANANDAIGUA WINE INC
137219 20 0 * CANANDAIGUA WINE INC
137219 90 0  CANANDAIGUA WINE INC
137219 95 0  CANANDAIGUA WINE INC
137389 30 0 CANCER TREATMENT HLDGS  EC
137409 10 8 CANDIES INC
137409 11 6 CANDIES INC
137409 16 0 CANDIES INC
1376642 10 6  CANMAX INC
137662 20 3  CANMAX INC
137696 10 5 CANNON EXPRESS INC
137696 20 6 CANNON EXPRESS INC
137798 10 ¢  CANNONDALE CORP
138006 30 9 CANON INC
138086 10 8 CANTAB PHARMACEUTICALS PLC
138098 10 8 CANTEL INDS INC
138108 10 5 CANTERBURY CORP SVCS INC
13811E 10 1  CANTERBURY PARK HOLDING CORP
13811E 11 9  CANTERBURY PARK HOLDING CORP
13811E 20 0  CANTERBURY PARK HOLDING CORP
138869 AA 0  CANYON RESOURCES CORP
138869 10 2  CANYON RESOURCES CORP
138869 11 0 CANYON RESOURCES CORP
139168 10 8 CAPCO AUTOMOTIVE PRODS CORP
139339 10 5 CAPE COD BK & TR CO HYANNIS
139730 20 ¢ CAPITAL ASSOC INC
139736 10 7 CAPITAL BANCORP FLA
1397646 10 6 CAPITAL BANCORPORATION INC
139831 10 1  CAPITAL BRANDS INC
2
2

SECURITIES X PAGE 50
IVMO01

ISSUER DESCRIPTION STATUS

SBDB CONV 7.5%04
COM

COM

CALL

PUT

coM

LTD VTG SH
COM

COoM

1ST INST RECPT
COM

ORD PAR $5
CALL

PUT

COoM

WT EXP 041001
CL B

CALL

PUT

CL A

CALL

PUT

COM NEW

-COM

WT B EX 022398
WT C EX 022398

COM DELETED
COM NEW _ ADDED
CL A

CL B

CoM

ADR REPSTG 5SH
SPONSORED ADR
COoM

COM

COM

WT EXP 081898
UNIT EX 081898
SBNTCV 144A 6%98
COM

WT EXP 033196
COoM

. COM

COM NEW

COoM

CoM DELETED
COM

CoM DELETED

CALL DELETED



RUN DATE:03/26/96

RUN TIME:11:30

CUSIP NO.

139859
140065
14018K
14040H
14060H
14040H
14040M
140430
1406432
140437
140437
140438
140459
140501
14055J
14056D
140628
140628
140640
140649
14066N
14066N
14066R
14066R
14067E
14067E

14067E -

140673
140757
140757
140777
140909
141477
14149Y
14149Y
14149Y
141538
14160E
141601
141653
141672
141672
141702
141704
141704
141704
1417460
141888
141906

95
10
10
10
90
95
10
10
10
10
20
10
10
10
10
10
10
11
10
10
10
11
AA
10
10
20
30
10
10
11
10
10
10
10
90
95
10
10
40
10
AA
10
AB
10
90
95
20
10
10
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L3

ISSUER NAME

CITIES ABC INC
CORP OF THE WEST
GTY CORP

ONE FINL CORP

ONE FINL CORP

ONE FINL CORP

PAC HLDGS INC
PPTYS INCR I

RE CORP

RLTY INV TXEX L P
RLTY INV TXEX L P

CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITAL
CAPITOL
CAPITOL
CAPITOL

SVGS BANCORP INC
SOUTHWEST CORP
AMERN FINL CORP
BANCORP LTD
MULTIMEDIA INC
CAPITOL MULTIMEDIA INC
CAPITOL TRANSAMERICA CORP
CAPMAC HLDGS INC

CAPSTONE PHARMACY SVCS INC
CAPSTONE PHARMACY SVCS INC
CAPSTONE CAP CORP

CAPSTONE CAP CORP

CAPSTEAD MTG CORP

CAPSTEAD MTG CORP

CAPSTEAD MTG CORP

CAPSURE HLDGS CORP

CARACO PHARMACEUTICAL LABS LTD
CARACO PHARMACEUTICAL LABS LTD

CARBIDE/GRAPHITE GROUP INC
CARAUSTAR INDS INC
CARDINAL BANCSHARES INC
CARDINAL HEALTH INC
CARDINAL HEALTH INC
CARDINAL HEALTH INC
CARDINAL RLTY SVCS INC
CARDIOVASCULAR DIAGNOSTICS
CARDIOTRONICS SYS INC

CARE GROUP INC

CAREER HORIZONS INC

CAREER HORIZONS INC
CARELINE INC

CAREMARK INTL INC

CAREMARK INTL INC

CAREMARK INTL INC
CARETENDERS HEALTHCORP
CARIBINER INTL INC
CARDIOMETRICS INC

%% LIST OF SECTION 13F SECURITIES 3

RLTY INV TXEX III L P

PAGE 51
IVMOO01

ISSUER DESCRIPTION STATUS
DELETED

ADDED
DELETED

PUT
CoM
COM
CoM
CALL
PUT
COM
COM
COM
BEN
BEN
BEN
COM
COM
COM
COM
COM
WT A EX 033197
coM

COM

COoM

WT EXP 033196
SB DB CV 10.5%02
COM

CcoM

PFD A CV $1.60
PFD B CV $1.26
CoM

COM

WT A EX 021098
COM

CaM

CoM

COoM

CALL

PUT

CcoM

COoM

COM PAR $0.012
CcoM

SRNTCV 144A 7702
CoM

SUB NT CONV 8X%01

ASSIGNEE 1
ASSIGNEE 2
ASSIGNEE A

ADDED

COM

CALL
PUT
COM PAR $0.10
COM
coM

ADDED



CUSIP NO.

142339
142522

142872

143083
143083
143269
163436
143490
143490
143497
143658
163658
143658
143658
143877
143877
143877
146141
144162
144285
16461E
14441K
144525
144525
144525
145282
145903
145903
145903
146285
146285
146285
146881
147005
147156
147184
167184
147184
147195
147272
147339
14743R
14743R
147643R
147528
147528
147528
14754D
147575

10
10
20
10
11
10
10
10
11
10
AB
10
90
95
10
30
40
10
10
10
10
10
10
90
95
10
10
90
95
10
90
95
10
10
10
10
90
95
10
10
10
10
90

95

10
90
95
10
10

'RUN DATE:03/26/96
RUN TIME:11:30
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ISSUER NAME

CARLISLE COS INC

CARLISLE PLASTICS INC
CARLTON COMMUNICATIONS PLC

CARLYLE GOLF INC

'CARLYLE GOLF INC
CARMEL CONTAINER SYS LTD

CARMIKE CINEMAS INC
CARNEGIE BANCORP
CARNEGIE BANCORP
CARNEGIE GROUP INC
CARNIVAL CORP
CARNIVAL CORP
CARNIVAL CORP
CARNIVAL CORP
CAROLINA FIRST CORP
CAROGLINA FIRST CORP
CAROLINA FIRST CORP
CAROLINA PWR & LT CO

CAROLINA SOUTHN BK SPARTANBURG
CARPENTER TECHNOLOGY CORP
CARR-GOTTSTEIN FOODS CO

CARR RLTY CORP
CARRINGTON LABS INC
CARRINGTON LABS INC
CARRINGTON LABS INC
CARROLLTON BANCORP

CARSON PIRIE SCOTT & CO ILL
CARSON PIRIE SCOTT & CO ILL
CARSON PIRIE SCOTT & CO ILL

CARTER WALLACE INC
CARTER WALLACE INC
CARTER WALLACE INC
CARVER CORP WASH

CARVER FED SVGS BK N Y

CASCADE BANCORP

CASCADE COMMUNICATIONS CORP
CASCADE COMMUNICATIONS CORP
CASCADE COMMUNICATIONS CORP

CASCADE CORP

CASCADE FINL CORP
CASCADE NAT GAS CORP
CASE CORP

CASE CORP

CASE CORP

CASEYS GEN STORES INC
CASEYS GEN STORES INC
CASEYS GEN STORES INC

CASH AMER INTL INC
CASINO AMER INC

%% LIST OF SECTION 13F SECURITIES

PAGE 52
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ISSUER DESCRIPTION STATUS

CoM

-COM

ADR
COM

WT EXP
ORD

CL A
COM

WT EXP
COM
SUB NT
CL A
CALL
PUT
COM
PFD CV
PFD CV
COM
COM
COM
COM
COM
COM
CALL
PUT
COM
COM
CALL
PUT
COM
CALL
PUT
COoM
COM
COM
COM
CALL
PUT
COM
COM
coM
COM
CALL
PUT
COM
CALL
PUT
COM
COM

081297

081697

CV 4.5%97

SER 93
SER 1994

DELETED
DELETED



" RUN DATE:03/26/96
" RUN TIME:11:30

CUSIP NO.

147575
147575
147583
147583
147583
147590
147590
147590
147603
147603
147905
148380
148380
148380
148411
148433
1486443
148449
148865
148867
14887T
148881
148885
149111
149111
149111
149111
149123
1649123
149123
149150
14916F
149205
149205
149205
149473
149507
149567
150034
150185
150332
150438
150837
150837
150838
150917
150917
150917
150917

90
95
1o
90
95
10
90
95
11
20
10
10
90
95
10

10

10
30
10
10
10
10
1o
10
90
95
20
10
90
95
10
10

10

90
95
10
10
10
10

10

30
10
12
40
10
AA
10
90
95
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ISSUER NAME

AMER INC

AMER INC
DATA SYS

DATA SYS

DATA SYS
MAGIC CORP
MAGIC CORP
MAGIC CORP
CASINO RESOURCE CORP
CASINO RESOURCE CORP
CASTELLE

CASTECH ALUM GROUP
CASTECH ALUM GROUP
CASTECH ALUM GROUP
CASTLE A M & CO
CASTLE & COOKE INC NEW
CASTLE CONV FD INC

CASTLE ENERGY CORP

CATALINA LTG INC

CATALINA MARKETING CORP
CATALYST INTL INC

CATALYST SEMICONDUCTOR INC
CATALYTICA INC

CATELLUS DEV CORP

CATELLUS DEV CORP

CATELLUS DEV CORP

CATELLUS DEV CORP
CATERPILLAR INC DEL
CATERPILLAR INC DEL
CATERPILLAR INC DEL

CATHAY BANCORP INC
CATHERINES STORES CORP

CATO CORP NEW

CATO CORP NEW

CATO CORP NEW

CATTLEMANS INC

CAVALIER HOMES 'INC

CAVCO INDS INC

CECO FILTERS INC

CEDAR FAIR L P

CEDAR GROUP INC

CEDAR INCOME FD LTD

CEL-SCI CORP

CEL-SCI CORP

CELADON GROUP INC

CELLULAR COMMUNICATIONS NEW
CELLULAR COMMUNICATIONS N